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Title word cross-reference

1/2 [BZ98]. 2 [GG99b]. 2m [Gho80, Gho91]. 2n−k [Che92a, TW96]. 2n−l

[CH96]. 2n−m [CC99]. 2d+ 4 [Cas96]. 2s [Swa99]. [Ar(p)] [KS93]. α
[PR92, YZ93]. B [She95]. χ̄2 [TK97]. c [Det96]. CL [Gir91]. D
[Det90, Det93a, Det96, RSW97, DS95b]. D1 [Det90]. E
[CH91, DS93, Det93b, Hei94, PS93]. G [DW95]. G2 [DT99]. k
[CAGM97, GEGM99, SV98]. L [Hös96, PK89, PK90, Sha94, Xia94]. L∞

[Yu93]. Lp [GH95b]. L1 [Dat92, GHL99, Kni98]. L2 [CAMRRdB99]. Lp
[CGH91, Hor91, Yin90]. M
[CK95, CV92, Gey94, HJ90, HS96a, KT91, KT96a, Kol97, KS97, Lah92,
LY94, LZ98b, MM99, Nie92, Nis99, Por85, Por91, RG97, Wel89, Wel90]. Mm

[Bos98]. Rd [Cas96]. P [HR99]. MTP2 [Sar98]. n [JMP91, Wu95b]. n−1/2

[YD97]. P [BRW91, Dud94, Mar91a, Men94b, Por85, Por91]. p2/n
[Por85, Por91]. p× 2 [UM97]. P{X < Y } [YG95]. q [Rub96]. qn−m [SCW97].
R [Cha92, KS93]. S [Dav90, Roc96]. sn−k [CW91]. t [GC92]. T 2
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[CW99, MP90, Pin94]. U
[AG92, ACG94, Arc95, Arc96, Cha92, Hel91, HS96b, HJ93, She94, Stu94]. V
[AG92]. ε [HF92].

-aberration [DT99]. -admissibility [HR99]. -Ancillarity [CH91].
-consistent [YD97]. -Dimensional [DS95b]. -efficiency [DW95].
-Estimates [CK95, Cha92, KT91]. -Estimation
[PK90, Wel90, Gey94, HJ90, KS93, PK89, Wel89, KT96a, Kol97, Nis99].
-Estimators
[CV92, Dav90, Lah92, LY94, Nie92, HS96a, KS97, LZ98b, MM99, RG97, Roc96].
-means [CAGM97, GEGM99]. -Mixing [PR92]. -Norms [Hor91]. -Optimal
[Det90, Det93b, Hei94, PS93, Det96]. -Optimality [Det93a, DS93].
-optimum [RSW97]. -Processes [Wel90, ACG94, She94, Wel89]. -Quantile
[YZ93]. -Quantiles [Arc95, Arc96]. -Robust [She95]. -sample [Rub96].
-spacing [Swa99]. -Statistic [Hel91]. -Statistics
[Cha92, HJ93, Sha94, Stu94, Xia94, HS96b, Hös96]. -Values
[Mar91a, Men94b]. -Variation [Dud94]. -Wasserstein [CAMRRdB99].

1 [Con99, Pit94]. 1994 [WWG+95].

23 [Ano95]. 25 [Kus98].

99g [Kus98].

A. [DCLP90]. Aberration
[CW91, Che92a, CH96, CM98, DT99, SCW97, TW96]. Absolute [FH94].
Absolutely [Sal98]. Abstract [NW97]. acceptable [DL96]. Accuracy
[Arc95, Hal92a, HCR+92, BB96, CL96b, Kol99]. Accurate [Loh90]. ACE
[Buj90, Koy90]. ACE-Type [Koy90]. Achieving [RB90]. Acknowledgment
[NT94]. Action [HL90b, Wij85, Wij93]. acyclic [AMP97]. adaptation
[LMS97]. Adapting [WW94]. adaption [MGR98]. Adaptive
[BX91, Bre91, BDHT91, Cai99, DKW97, EW95, Far92, Fri91a, Fri91b, Gas93,
GH91b, GW91, HJ90, Hen97, Jin92, KP90b, KS96b, Low92a, LN99, MPZ98,
MP92, O’S91, Owe91a, PV99, PK89, PK90, Ros93, Sch91, Spo96, Sto91b,
Wu95b, CHY99, EL96a, EL96b, LS97, MvdG97a, NvS97, Spo98, Tsy98].
Adaptively [Fan93a]. Addendum [Sch95]. Additive
[Cuz92, Dha91, DBS94a, DBS94b, Flu94, LY95b, FHM98, Hua99, OR97].
Additive-Multiplicative [LY95b]. Additivity [Bar93, EHSS95].
adjustment [Sta96]. Admissibility
[AP95a, AP95b, BM92, GSM94, Lel93, Mee92, YG95, BS96, HR99, Maj96a].
Admissible [Eat92, KZ92, Maj96b]. Admit [BLEL94]. Affine [LR91].
Affinely [RT92b]. Against [HMM92, HKL92, NT94]. Alarm
[APRY93, Yak95, GP97, Yak96a, Yak96b, Yak98]. Algebraic [DS98].
algebras [MN98]. Algorithm [Men94a, DLM99, Gou96, MLN99].
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Algorithmic [GP93a]. Algorithms [HM94, MR96, DS98, MT96].
Alignment [WG97]. Allocation [GW92, Ros93, WH90]. Almost
[GV91, Stu93, HL93]. Alternating [Buj90]. Alternative
[AP95b, NT94, Str99]. Alternatives
[CKS94a, GP95, MS83, MS92, CS98, TK97]. Analysis
[Alb91, AA90, BGL95, CO90, Cox93, DM92, DL93, DL95, DBS94a, DBS94b,
Flu94, FZ94, GJ90, HWG65, HWG95, HBT95, JJ90, JC90, Kan91, LY91b,
LY94, LY95b, Mul92, OC95, Rob94b, WMC98, ZK90, BB98, Con99, DJ96,
DN98, DT98, Gru96b, Koc96, LK99, LPS99, MT99, Sil96]. Analyze [KG92].
Ancillarity [Ber90, Bro90a, Bro90b, Cas90, CH91, Cop90, Efr90, FR90,
Gle90, Hil90, Joh90, Lu90, Mor90, Ste90a, Swe92]. anisotropic [NvS97].
Ann [Kus98]. Ann. [Ano95]. Annealing [Eva91]. ANOCOVA [Sen96].
Anomalies [MS91, MS95]. ANOVA [Hua98, Luo98, WWG+95]. Anscombe
[Liu97]. Appears [Ber90, Bro90a, Bro90b, Cas90, Cop90, Efr90, FR90, Gle90,
Hil90, Joh90, Lu90, Mor90, Ste90a]. Application
[BL91, DB90, ET91, Fan93a, GK94, GJ90, PR92, Wij85, Wij93, vdG95,
Düm98, HS96a, HS96b, Hua98, NvS97, SCW97, WWG+95, Yan97].
Applications [ACG94, CD91, CT95, CH94a, DGZ95, DG91, Dat91b, GL91,
HWG65, Hal91, HWG95, Kon92, KO94, LD93, She94, TT90, Wor95, Xia94,
Yu93, And96, BL96b, CS96, DM98a, KK96, LW99, RT97, Swa99, WS97].
Approach [Cha92, Csi91, DF93, FR92, Kub94, LD95, MN92, Myk92,
OAT91, Pol95, Ste95a, Vos91, ZK90, Bei96, Cai99, CF97, HK96, Hsi96, Hsi97,
LMS97, Li96, MW99a, STZ98, Wan99]. approaches [AM97b].
approximately [SY98]. approximating [Wal97b]. Approximation
[BS91a, BS91b, HI90, Hel91, Jon92, Kon92, Kon94, Low92b, Mar83, Mar86,
Mar91b, Neu94, Por85, Por91, Yin90, DLM99, JT99, Neu98].
Approximations [JR94, VMT95, Csö96, HR98, Kol96, RS98]. Arbitrary
[DGZ95]. arc [Wu97]. ARCH [DM98a]. Arcing [Bre98]. Area [DG91].
AREs [CL92]. Argument [BG90b]. ARIMA [KT96b]. Arising
[BLRS94, Sma97]. ARL [Yak96b]. ARMA [Bai94, DCG99, MGKA95].
ARMAX [HG90]. Armed [Cha94, Sar91]. arms [BCZ+97]. array
[Loh96a, Muk99]. Arrays [Che95f, HPS92a, Owe94, PR92, HSS97b, MW95].
Aspects [Dav93, GM93, KM92, Lav92, Lav94]. Assigned [Efr95, Pru91].
Associate [CB91]. Association [BL92, BD93, Jun93, Mag93, CS96].
Assumptions [Mam91b, PR94, Bir97]. Asymmetric [Tak94].
Asymmetrical [HPS92a, MW95]. Asymptotic [AA90, And99, AW93,
ACG94, Arc95, BH99, BRF97, BRR98, BF90, BL96a, BZ98, BM98, Cha96,
CH94a, CH94b, Chi90, CO90, Dat91a, Dum91, ET91, EL92, FR98, GK94,
GW98, GV91, Gir91, Gir98, GL92, GH94, GHL99, GZ93, Hal91, Hey92,
HC92, Hua97, IL96, JP99, JC90, Kan91, KS97, Lah95, Lai94, Lar90, LY95a,
MSY94, Mur95, Myk92, NT94, Nus96, OAT91, Par98, Phe96, Por85, Por91,
PH96, Rit90a, Rit96, Ros93, RT92a, RS95, SW92b, Shi91, SM90, SV98,
Ste90b, Str96, Swe92, Tak94, TT90, Wu90, Yaj91, Zam91, Zho92, BGY97,
CHST99, CCR96, DM98b, Fal98, HH96, Jia96, Koc96, MLN99, RT97, ST96].
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Asymptotical [MT95a]. Asymptotically [BN91, Che95b, CHS96, DW96a,
FM93, GG99b, GL98, Huw96, IK91, Maj96b, Ryd94, Tak92, Wei95, Pol99].
Asymptotics
[BDJ93, CG91, Dav90, Dav92, Gey94, GG96b, HRC94, HR95, KP90a, Kou96,
Lop99, Nie92, PS92, Ric95, SWZ98, SY99, Sto91a, Wan96a, ZF96, vE92, Por97].
attack [WS97]. attempt [CAGM97]. author [Bre98]. Autocorrelation
[Aba93, Deg90, HMM92, KL91, SS97]. autocorrelations [DM98a, Lee96].
Automatic [Neu95, CFM97]. Autoregression
[Cha90a, KP90b, KO94, KS95, BRF97, HJ99, KN98]. Autoregressions
[CT95, Kre90, TT90]. Autoregressive [BMM+91, BP91, Cha93, CL91,
DHY95, KS93, Mil92, Cha96, HJ99, KP97, KS96b, LL98, Lin98]. Average
[AW93, BH90b, GP97, Nyc90, Tra93, CDS97, GW98, LL98, Yak98].
Averaged [Zam91]. averages [AM97a, HH96]. axes [BF98]. Axiomatic
[Csi91].

Backfitting [Luo98, MLN99]. Bahadur
[Arc96, Bos98, Cha91, Gre93, Hal91, HS96a, Hes90]. Bahadur-Type [Hes90].
Balance [BSV99]. Balanced [AC91, BHW93, CD91, CB91, KG91, SW92b].
band [CY96]. Bandit [BCZ+97, Sar91]. Bandits [Cha94, Sam92]. Bands
[SL94, LHMY96, XM95]. Bandwidth
[Chi90, Chi91a, Chi91b, CM91, FM92, FG92, Hal92c, HV90, JMP91, Loa99,
Pat93, Che97, HLT95, HLP95, LMS97, Neu95]. Bandwidths [vE92]. Bars
[HM91]. Bartlett [BG90b, DHR91, JW96, Myk94, Myk99].
Bartlett-Correctable [DHR91]. barycenters [HM98]. Based
[BL92, BH90b, CHP95, DL90, DG92, GZ93, HP95, HV90, Hjo90a, Hjo90b,
HG90, Kan92, LvE93, Liu90, MY93, PR94, Roj92, SC91, Tyl94, Was90,
XY95, CAMRRdB99, Det99, FR98, GKL98, GKL99, HJ99, Hua97, Kor96,
LMS97, LR97, Peñ98, Qin99, RSW97]. Basic [Kon94]. basis [Don97]. Baye
[WK90]. Bayes [Bei96, BR90, BRR91, BG90c, BM98, Das91, Dat91a, DB90,
DF90, DL90, FSW98, GK94, Haf91, HK96, HW91, Hjo90b, Kar96, Liu96,
MSY94, Phe90, Ruk94, SA96, WH91]. Bayesian
[BB98, BBW94, BG90b, Bos94, Cho98, Con99, Cox93, DS91, DG91, DW93,
Det96, DW96b, DF93, Dos94a, DHL97, EKS91, FS97, GG97, Gas95, GW95b,
IR97, Kim99, LH92, Lo93a, Lo93b, SQ96, VW98, Yeh94]. Behavior
[Dum91, Ioa94, Por85, Por91, SF94, vZ91, BM98, Jia96, Swa99]. Behaviour
[Lah95]. Belief [Gol91, Was90]. Bell [CCL95]. Beneath [Lal99]. Bernoulli
[Sam92]. Bernstein [Fre99]. Berry [HJ95, Seo90, Xia94]. Best
[FM92, Hey92, YP92, Don97]. best-ortho-basis [Don97]. Beta
[Hjo90b, Uhl94, WM97, DGJ97]. Beta-Stacy [WM97]. Between
[CH95, HWG65, HWG95, RT97]. Bias [Hal92a, HS93, Low95, MY93, MZ93a,
MZ93b, RC94, YZ93, Zam92, Adr98, CF99]. Bias-Robust
[MY93, MZ93b, Adr98]. Bias-Variance [Low95]. Biased
[BR91b, BNW92, EW95, Qin93]. Bibliography [DCLP90]. Bickel
[EL96a, GH91a]. Binary [DF93, BL97]. Binomial [Woo99]. bioequivalence
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[BHM97]. birth [Phe96]. Bits [Per92]. Bivariate
[Akr94, BCFS90, CC94, Mag93, Pru91, OR97, vdL96]. Blackwell [Pro91].
Blind [GG96a, Li95, GG99a]. Block
[AC91, CM93, CB91, HKP98, Lah95, LD91, Tju91, Cai99, Lah99]. blocked
[MU96]. Blocking [MW99a, CC99]. blocksize [UM97]. Blockwise
[Buh94, NNR94, GK96]. Body [CK95]. Bonferroni [NW92]. Boolean
[HP96]. Boosting [BFLS98]. Bootstrap [AG91, AG92, Arc95, BHW92,
BH93a, BHW93, CA91, FK91, Gas95, Hal92b, Hal92a, HM91, Hel91, HJ93,
Kon91, Lah95, LY95a, Lo93a, Mam93, MN92, NNR94, Sri94, BPR99, Büh98,
CL96b, Cho98, DJ96, GW98, GK96, Lah99, RS98, Sin98, Str99].
Bootstrap-Confidence [FK91]. Bootstrapped [Buh94]. Bootstrapping
[BMM+91, FH92, Lah92, Myk92]. bootstraps [Jam97]. both [HLP95].
Bound [APRY93, GN90, Mar92, Xia94, KK96, Yak96a, Yak96b, ZBCL97].
Boundaries [KST95, MT95a]. Boundary [Oeh92, CFM97, HP96].
bounded [Sal98]. Boundedly [Mat93]. Bounds
[BH90b, BL91, CL92, Dat92, DB90, Fin94, GK94, HJ95, HS93, Low93, RB90,
RS98, Seo90, Ste90c, Tak94, Bro98, GW98, GMW98]. Box [CL92]. Bradley
[CM93, SY99]. Branching [SBH91, Sri94, WW90]. Breakdown
[DG92, LZ98b, LR91, Lop92, MM99, Sin98, Tyl94, Dav98]. Broad [Seo90].
Broadband [MS99a]. Brown [DS97, Wan99]. Brownian [SW94b]. Buckley
[LY91b].

calculation [DW95]. Calibration [MK94, Gru96b, MZ96, MNS98a]. can
[DG90]. Canonical [Buj90, Deg90, Pos92, DN98]. Capacities
[Szk92, WK90, KW96]. capacity [CM98]. Capon [Ioa94]. Capon-Type
[Ioa94]. Carlo [Asm90, CS97, KL95, LL97a, Owe94, Wal97b]. CART
[Don97]. Case [Fos91, GL92, Lin94, Xia94, GG99b, STS96]. Case-Control
[GL92]. Cases [Vos91, vE92, CH99]. Categorical [GH95a]. Cauchy
[McC96]. causal [IR97, Kos96]. CDF [HK91]. cell [DE98, Hug96, Kan92].
censor [BM97]. Censored [BTZ93, Cha90b, Din93, FR94, GL91, GZ93,
HZ94, Jan91, Kim93, LY91a, LY91b, LY91c, LY94, LvE93, Lo93a, Rit90c,
Tsi90, Xia95, XY95, Yin92, Yin93a, Zho92, vdV94, CL96b, CLW99, Hsi96,
Hsi97, Jam97, LZ98a, MR96, RG97, VA99, WG96, Yan97, ZL96, vdLM98].
Censoring
[Akr94, EM90, FZ94, JK95, MBL91, VZ92, Yeh94, GG99b, Hua96, vdL96].
Censorship [CGH91, Neu93, SW93c, Stu95, Yan91, Csö96]. Centered
[Ber93]. Central
[CGH91, EW95, HT82, HT93, Stu95, Bis98, GEGM99, Loh96a, ZBCL97].
Certain [Haf91, Kha91, Pfa90, vdG93, DGJ97]. chain
[ADS96, BS98, FS97, HR99]. Chaining [Eva91]. Chains
[Bes94, CG94, Dos94b, Eat92, GW95a, Rob94a, Tie94a, Tie94b, BW99, LL97a].
Change [APRY93, BH92b, DHY95, Dum91, Fer95, FG93, GP94, Har94,
HKL92, Loa92, Loa96a, Mul92, PS91, Rit90a, SV95, SW94b, TM93, Yak95,
GP97, KPY99, Rai98, Yak96a, Yak96b, Yak97]. Change-Point
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[Dum91, Fer95, FG93, SV95, Yak95]. Change-Points [Mul92]. Changes
[Hor93, CW99, CMT98, PM95]. Channel [DM92]. Channels [DMR90].
chaos [Lal99]. Characteristic [Wor95, HT96]. Characteristics
[MZ94, NW92]. Characterization
[LvE93, TW96, XY95, AMP97, BM97, CL96a, GH97b, JE97, MW99b]. chart
[SS97]. Charts [BH90b]. checks [KS99a, Stu97, STZ98]. Chi
[AA90, DB90, IL90, Kim93, LD93]. Chi-Square [AA90, IL90, Kim93, LD93].
Chi-Squared [DB90]. Choice
[BS96, HV90, HLT95, HLP95, Neu95, Sil96, Spo98]. Choquet
[KW96, WK90]. Chow [Liu97]. chromosomes [YS97]. circle [Wu97].
Circles [LS92b]. circular [Wu97]. Citation [DCLP90]. Class
[AA90, CB91, Che95e, Com92, Det92, GV91, GN90, Hes90, JC90, Mas94,
MG93, Jam97, Lan96, LK99, WG96]. Classes
[Bos94, AMP97, DL97, NvS97, Tsy98]. Classical [Das91, Loa99].
Classification [HT98, KZ95, BSV99, LN96, Nob99]. classifier [Bre98].
Clinical [GL91, Sie93]. clone [YS97]. Closeness [GSM94]. clumps [HP96].
Clusters [Pol95, MNS98b]. Coarse [HR91]. Coarsening [JK95].
Coefficient [Aba93, BH92c, BM94, JV93, BFH96, FZ99, KS96b].
Coefficients [BP91, HMM92, NT94]. Coherent
[BRR91, BR94, Bru91, DS99a, DHL97, KW96]. Cohort [BGL95]. Coin
[AGW90, EW95]. Collapsibility [Fry90]. columns [MU96]. Combination
[DS95b]. combinatorial [Loh96a]. Common
[Geo91, Kne94a, Loh91b, ST92]. Compact [Dat91a, Det94, Ric95, Maj96b].
Comparing [HM93, Maj92, Sie93, Bet96]. Comparison
[CC94, CM91, EL92, Gol91, Gre96, HM90, Mes91, ST92, SW93b, Ste90d,
Ste94, BF98, DM98b, FR98, Gir98, Nak97]. Comparisons
[Neu94, Lah99, MPB96, SY99]. complementary [TW96]. Complete
[Che95e, Mat93, Mat96]. Completeness [MS93]. Complex [FF91, Sha94].
complexities [LN99]. complexity [DL97]. Component [GW92, Ros95].
Components [CD91, DBS94a, DBS94b, FH91, Flu94, KZ92, FHM98, Hug96,
KS99b, Sal98, Sil96]. composite [IKL97, Peñ98]. Composition
[Dud94, KDK90]. Compound [Dat91a, Mas93, Maj96b]. Computation
[KMZ98, RS95, HK96]. computing [MR96]. concave [Bro98].
Concentration [Ko92, Pol99, Pol98]. Concentrations [Pol95]. Concepts
[LS92b]. concerning [BNO96, CY96]. Concomitants [ND94].
Concurvities [DBS94a, DBS94b, Flu94]. Condition [Lar90, Pin94].
Conditional [AP93, Ber92, BBW94, BG90a, BHW92, FR92, FM93, GP93a,
Jan91, Jia99, JR94, Jun93, Muk92, Muk93a, Neu93, Stu94, Swe92, AM98,
BS98, DS98, HJ96b, Kol96, Kol99, MN98, NO96]. Conditionally
[FS97, KM92, SW92a]. Conditions
[RT92a, And99, Kni98, MLN99, MW98, VZ97]. Cone
[CS96, HW94, MRS92, TK97]. Cones [Mas94, CL96a]. Confidence
[BD95, BH93a, cICM92, CH93, Das91, DGZ95, EM99, FK91, FH91, Fin94,
GC91, GC92, Hal92b, Hal92a, HJ95, HS95, Hey92, HL90c, HB91, HP94,
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Kon91, LY95a, MK94, Owe90, PR94, SWZ98, Sho90, SL94, Zha94, BD98,
Düm98, GW98, Huw96, LHMY96, Low97, MZ96, MNS98a, Neu95, Qin99,
TB97, Wan99, XM95, ZP96]. confounding [Li97]. conic [DCG99].
Conjecture [CM93, CY96, EL96a, Sar98]. conjectures [DGJ97].
Conjugate [BLEL94, HR99]. connection [Don97]. Consensus [GC93].
Conservative [LM94, MZ96]. Considerations [SM90]. Consistency
[BL97, Cha93, CH94a, CCL95, Com92, Dat91b, DGKL94, DF90, HJ93, KL95,
Koy90, LN96, MN92, Mur94, Ruk94, Sha93, TC85, TC90, WvdG96, vdG93,
BSW99, CHY99, Che95d, GGR99, Hes96, Ish98, Jia97, Li96, MW98, PvZ96].
Consistent [Cha90b, DL90, GZ93, Ler92, Nyc90, Ryd94, Ste97, Stu94,
TLF95, BR96, Det99, MR96, YD97]. Constancy [NT94]. Constant
[BH90a, FM92]. constants [CS97]. Constrained
[Fel91, Gey94, HW94, JM92, KT96a, MZ93b, BL96b, Wan96a]. Constraint
[HB91, Yak96b]. Constraints [BN91, MRS92, DE98]. construct [ZP96].
Constructing [DGZ95]. Construction [HPS92a, Jac94, FSW98, HSS97b].
Constructions [HM98]. Contaminated [KM92]. Contamination [HS93].
Contents [Ano95]. Contingency [DS95b, RG91, LL97a]. Continuous
[AG91, HK91, JK95, Zha91, Bos97, Kar96, Nis99, Sal98]. Contour [Pol95].
contoured [KS99c]. contours [HW97b]. Contrast [Sko90]. Contrasts
[KBH93]. Contributions [Ruk90]. Control
[BH90b, GL92, Maj92, Fin99, Maj96a, SS97]. Controlling [Ber92].
Converge [DG90, HP92]. Convergence [Ami96, Bai94, BP91, BG93, Bur91,
CA91, Cha90b, Che91b, Che95c, DLM99, DL91a, DL91b, DL92, Fan91b,
GJ95, GL91, HW97b, Jon92, Kol99, Koo93, KO94, Men94a, MP92, Ros95,
Rus95, SW94a, WS95, ADS96, Bro98, CL97, CG95, Dre98, EL99, GG99a,
GGS95, HKT97, Hes96, Kar96, Lin98, MT96, NY97, YB99]. Convex
[Nie92, And96, DE98, Rie97]. convexity [Kol97]. Correctable
[DHR91, JW96]. Correction [BS91b, Bel91, BG90b, CR94, Cuz90, DL95,
DR98, Gho91, GKL99, HWG95, HZ92, HT93, Kus98, Mar86, Mar91b, MS92,
MS95, PK90, Por91, Sch95, Ste99, TC90, Wel90, Wij93]. corrections
[CFM97]. correctness [BPR99, GK96]. Correlated [MU91, Par98, UM97].
Correlation [BD93, TM93]. Correlations [KBH93]. Costs [WH90].
counterexample [CY96]. counterexamples [BNO96]. Counting
[CH94b, LY95b, MU90, vdG95, Kim99]. coupling [HT98]. Covariance
[BDJ93, CD91, HFH94, Kur93, LH92, Loh91a, LR91, Ste90c, YB94, KS99c,
KK96, MPZ98]. Covariate [BD93, MNS95, ZK90, NLB98]. Covariates
[CKW95, DS95a, Sar91, Zha91]. Coverage
[Ber92, FK91, Hal92a, HJ95, Lo92]. Cox
[BGY97, BGL95, CH91, CL92, Dab97, GL92, Hua99, MM97, O’S93, Sas93].
Cramér [EL92, IL90]. credible [Cho98]. Criteria
[CH90a, EH92, MSY94, DS99a]. Criterion [DP94, FG94, Kor96]. Critical
[Sri94]. Cross [Pat93, Ste90d, Zha93, vE92, Gir98, KLW97]. cross-match
[KLW97]. Cross-Validation [Pat93, vE92, Gir98]. Crossing [HK91, KL91].
Cube [KP90a]. Cubic [LM90]. Cumulant [Che90a, VMT95]. Cumulative
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[Hjo90a, MZ94, SZ98, HO97]. Curie [CG91]. Curve
[FH94, HMNT97, Kne94a, Mac95, MG93, HKP98, HT96]. Curves
[BD93, FR92, HM90, KG92, SM90, DS96, GW98, GW99, HR98, PH96, WG97].
cusum [Bei96, SW93b, Rit90b].

Data [AB90, BGL95, Cha90b, CS94, CCL95, DM92, Din93, Dos94a, Ell91,
FR94, GH95a, GZ93, HL93, HV90, HR91, Hjo90a, Hjo90b, Hsi91, IKL97,
Jan91, JJ90, KL95, Kim93, KG92, Kne94a, LY91a, LY91b, LY91c, LY94,
LD93, LD95, Liu90, LS92b, Lo93a, Rit90c, Stu93, Tho93, TC85, TC90, Tsi90,
Xia95, Yin92, Yin93a, Yu93, Zho92, vdV94, BL97, CGWW98, CL96b,
CLW99, DS99b, FH96, HLT95, HR98, HK96, Hsi96, Hsi97, Hug96, IL96,
Jam97, LHMY96, LZ98a, LPS99, LN96, MPB96, MR96, Niu98, Nob96, PM95,
RG97, Res97, SZ98, WG96, Wan96b, ZL96, vdLM98]. data-dependent
[Nob96]. Data-Driven [CS94, HV90, IL96, LN96]. datasets [HW97b].
death [Phe96]. Decision [Mas93, Rit90b, Maj96b]. Decomposable
[DL93, DL95]. Decomposition [BG90b, Mas94]. Deconvolution
[Che90a, Fan91b, Fan93a, Kim98, Li95, SC91, GG96a, GG99a, JvEvZ98, PV99].
Deconvolution-Based [SC91]. Deficiency [Xia95]. Defined [Nie92].
Definite [BLRS94]. Degenerate [HJ93, She94]. Degree [Det92, Det95].
Degroot [GC93]. delay [Poo98]. Deletions [Neu94]. demixing [Hen97].
Densities [CGH91, HHM95, HS95, MP92, Roe92, Zha90, Zha95, Bir97,
Bro98, Sal98, XM95]. Density [BS91a, BS91b, BM95, Chi91a, CM95a, Dat92,
Dev92, Dev94, DJKP96, EL95, GQ93, Hal92a, Hal92c, Hal93, HP95, HV90,
HI90, Hen90, HG95, Hor91, HR95, HZ94, Ioa94, Low92a, Mar92, PR92, Pol95,
RC94, Sko90, TS92a, Was92, Wij85, Wij93, Wu95b, Yu93, Che95d, Che97,
DL96, EL96a, ET96, EL99, GGR99, HLT95, HMNT97, HJ96a, KP96, Kim98,
KC98, Lau96, Loa96b, LN96, Neu98, Nus96, PV99, Pol98, SW99, Tsy97].
Departure [BD95, Tan93, FH99]. Departures [BH90a]. Dependence
[BCFS90, CM95a, HMM92, Rob95a, Rob95b, RT92a, ST92, CCR96, HKT97,
Hos97, MS99a, RH97]. Dependencies [DBS94a, DBS94b, Flu94].
Dependent [CM91, CM95b, Dah95, EM90, HV90, Hsi91, Hsi93, KO94,
Myk92, NL95, Sam92, Yu93, ZK90, BM97, FZS96, HLT95, HLP95, Kit97,
Neu98, Nob96, Rob97]. Depth [DG92, Liu90, LS92b, BH99, HW97b, LPS99].
Derivative [EFM95, CDS97, EL96a, KS96a]. Derivatives
[Dud94, Wu95b, Efr98]. descent [DS99b]. description [BS98]. descriptive
[LPS99]. Design [AC91, EFM95, FF91, MSY94, MU91, DS99a, HMNT97,
HT97, RSW97, TRYV96]. designed [ET96, GP97]. Designing [SZ93a].
Designs [BC92, CM93, CW91, Che92a, CB91, Che95e, Cos93, DS91, Det90,
Det92, Det93b, Det94, DHS95, Det95, EW95, EKS91, HZ90, HZ92, Hei94,
LD91, Maj92, PT91, PS93, Ros93, Tan93, Tju91, BS99, BSV99, CH96,
CHY99, CC99, CM98, CMT98, DT99, Det96, DW96b, DR97, DR98, DH98,
DHI99, HS96a, HSS96, Kus97, Kus98, Loh96a, Maj96a, MU96, Rit96, STS96,
Ste95b, Ste99, SCW97, TW96, UM97, Wu97]. Detecting
[APRY93, GP94, KPY99, SW93b, SW94b, Vos91, Yak96a]. Detection
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[PS91, SZ93a, SV95, Yak95, CW99, Poo98, Yak96b, Yak97]. Determinant
[BDJ93, KS96a]. determination [YB99]. Deterministic [Dev94].
Deviation [FH94, Pfa90, Rub96]. Deviations [Din93, IL90, Kor96, Myk99].
Diabetic [WWG+95]. Diaconis [HJ96b, Pro91]. diagnosis [Bro98].
Diagnostics [KS94, GW95b]. Diameter [Das91]. Dichotomous [MS93].
Difference [MT95b, Det99]. Differentiability [Sha93]. Differentiable
[Van91]. Differential [CMS94, OAT91, DS97]. difficult [CH99]. Diffuse
[De 91]. Diffusion [Lar90]. digraphs [AMP97]. Dilation [SW93a].
Dimension [CKW95, CLW99, Ell95, HP96, Roc96]. Dimensional
[DS95b, Fan93a, HL93, Mam93, MU91, PS95, SF94, WS91, FHM98, Fre99,
Li97, MPB96, Mam96, Str99, VW98]. dimensionality [NY97]. Dimensions
[DGZ95, Pol99]. Diptych [Eat92]. Direct [FHM98, ZP96]. Direction
[HS92]. Directional [CS98, LR92, LS92b, Fin99, HK96]. directions [BF98].
Dirichlet [CR94, Cha94, CR90, GH97b, GGR99]. discontinuities
[HMT96, Spo98]. Discontinuous [MS99b, Qiu98, RS95]. Discounting
[Cha94]. Discrete [Cho91, NW92, Zha95, Con99, GG96a, GG99a].
discrete-time [Con99]. Discriminant [HBT95]. Discriminants [LR93].
Discrimination [Det94, DR97, DR98, MT99]. Discussion
[BX91, Ber90, Bes94, Bre91, BDHT91, Buj94, Cas90, CG94, Cop90, Dos94b,
Efr90, Flu94, FR90, Gle90, GH91b, GW91, Has94, Hil90, Joh90, Lu90, Mor90,
O’S91, Owe91a, Rob94a, Sch91, Ste90a, Sto91b, Bre98, LPS99]. disease
[WS97]. dispersion [Adr98, DS99a]. Distance
[BM94, CH95, Dha91, Lin94, Yan91, Yin92, BG97, CAMRRdB99, Wal97b].
Distances [CGH91]. Distributed [Zho91, GKL98, GKL99, MW98].
Distribution [Aba93, Akr94, AP93, AGW90, Bar91, BF90, BH93b, Cha93,
CR90, CR94, Cuz92, DH93, ET91, Fel91, GP94, GH94, HM94, Kan91, Ko92,
LY91a, Ler92, LvE93, ND94, Pit94, ST92, XY95, Yeh94, YsC91, YP92,
Adr98, And99, AM98, CCR96, Eri96, FH96, FH99, GH97b, GP97, Hua97,
Kol96, KS99c, Pol99, RT97, TK97, Woo99, Yak96a, Yak97].
distribution-free [FH96, Pol99]. Distributions
[And93, AG91, BH92a, BH92c, Bes94, BRW91, BCFS90, BHW92, BB93,
BTZ93, CG94, Chi90, DB90, DG90, Dos94b, FM93, FW95, GD92, Gas95,
HKL92, IK91, KM90, Lav92, Lav94, Loh91b, Mas94, MSW92, Myk92, Ric95,
Rit90a, Rob94a, RT92b, SF94, Sun94, TLF95, Tie94a, Tie94b, Uhl94, VZ92,
Zha90, AM97b, BG97, BH99, BSW99, BM97, BFH96, BB96, CC97, CL96a,
DS98, GGS95, Har96, HM98, Kni98, Kol99, KM97, LM98, LL98, Ste97, Xu97].
disturbance [CHST99]. Divergence [CMS94]. domain [DJ96].
Dominance [MRS92]. Domination [Geo91]. Donoho [GH97a]. Dose
[SM90]. Dose-Response [SM90]. double [ZBCL97]. double-indexed
[ZBCL97]. Doubly [Cha90b, EW95, GZ93, Sto91a, MR96, RG97, ZL96].
Down [MP90, FR98]. Downturns [SM90]. Drift [SW94b]. Driven
[CS94, HV90, KL95, IL96, IKL97, LN96]. Drugs [HL90b]. Dual
[Myk95a, Wal97b]. duality [DE98]. Dynamic
[APRY93, GW92, SW94b, Yak96a, KMZ98, WG97].
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each [BM97]. Eaton [HR99]. Echelon [Pos92]. ECM [Men94a]. edges
[Don99]. Edgeworth [BR91a, BGvZ97, HJ95, Hel91, KM90, PvZ98]. Effect
[Gho80, Gho91, Hal92a, MBL91, Mur94, TM93, NLB98]. effectiveness
[BFLS98]. Effects [BL92, Dha91, ZK90, BL97, IR97, MU96, STS96].
Efficiencies [Fan93b]. Efficiency [CH94b, GW95a, Hal91, Lin94, LS92a,
MZ93b, RS95, Ruk94, Ste90c, DW95, Li96, MOT97, Str96].
Efficiency-Constrained [MZ93b]. Efficient [BRW91, CS94, Che95b, Cuz92,
Dah95, GP94, Hua96, Hua99, IK91, KST95, Lau96, Lop92, Rit90a, Sch93,
Sch95, Van96, vdL96, vdLM98, GL98, HK96, Wei95]. Efron [HJ96b].
Eigenvalues [ET91]. Electrical [Tju91]. Elfving [Det93a]. Elicitation
[GD92]. Ellipsoid [Dav92]. Ellipsoidal [RT92b]. Elliptical [TLF95].
elliptically [KS99c]. Emission [CH94a, JS90, O’S95]. Empirical
[Bai94, BCFS90, Buh94, CH93, CH95, DG90, DHR91, GW95a, GP93b, Hal90,
Hes90, Hsi96, Jin92, Kit97, Mam96, NNR94, Owe90, Owe91b, PvZ98, Qin93,
QL94, Qin99, RC94, VZ92, WH91, YsC91, vZ91, Cab96, CC97, EM99, Fal98,
GMW96, HK96, HH96, Hsi97, JW96, Kar96, LW99, Lin98, LN99, RS98,
Wal97b]. Empiricals [KO94, Kou96]. Engineering [CH90a]. Entropy
[Csi91, GG97, HO97, NY97]. entry [BGY97]. Envelopes [HS95, Was90].
Environment [LK93]. Epi [Hes96]. Epi-convergence [Hes96].
Epidemiological [WWG+95]. Equality [Kur93]. Equations
[CH90b, FR94, QL94, DS97, Kus97, Kus98, Li96]. equilibrium [LL97a].
equivalence [AMP97, BL96a, Nus96]. Equivalent [Mes91, PS95].
Equivariance [Mas93]. Equivariant [Kub94, LR91]. Erdos [AGW90].
ergodic [MYG96, Nob99]. Error [BTZ93, Cuz92, HP95, HM91, MW92,
Mar92, Nyc90, SC91, ZBCL97, CF99, GHL99, GH95b]. Errors
[BH93a, CKW95, CV92, CM91, CM95b, FT93, MU91, Muk93b, Sri92, Yaj91,
Cha96, Fin99, HLP95, Huw96, KS97, LHC99, LL98, Rob97, RS98].
Errors-in-Variables [BH93a, CV92, Huw96, LHC99]. Esseen
[HJ95, Seo90, Xia94]. Esseen-Type [Seo90]. Essential [Jun93]. Estimate
[CH94a, Mes91, Nyc90, RT92a, KLW97, Stu96, ZF96]. Estimated
[HB91, Ste93, Wan99]. Estimates
[Bur91, CK95, Cha91, Cha92, Chi90, Cuz92, Dev94, DGKL94, DF90, DG92,
FH92, HHM95, KT91, Lai94, MY93, Ryd94, SW94a, Wu95b, YZ93, Bos98,
BM98, DS97, DL96, Dre98, DE98, LMS97, NY97, Str96]. Estimating
[BC92, BH92c, CH90b, EFM95, FH99, FR94, HZ94, KP96, LY91a, LM94,
Loh91a, Loh91b, Mam91a, Muk92, Niu98, Pol95, QL94, SdH99, Sri92, Ste90d,
Tak92, Tsi90, WS97, Wor95, Wu95a, Zha90, Zha95, vdG90, CS97, Li96].
Estimation
[AB90, Akr94, BM94, BR90, BG90a, BRW91, BR91b, BM95, Bir97, BHW92,
BB93, BB96, BTZ93, Buj94, CD91, CH90a, CH90b, Cha92, Che91a, Che95b,
Chi91a, Cho91, Cox91, CL91, CM95a, Dah95, DG91, Dat92, Dev92, Dha91,
DS95a, Don94, Dos94a, Efr95, EL95, EL92, Fan91a, FH94, Far92, Fel91,
FG93, FW95, FF91, GK94, Gas93, Gey94, GM92, GJ95, GP93b, GQ93, HJ90,
Hal92a, HM94, HFH94, HV90, HI90, Has94, HS92, HS93, HY98a, HW91,
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Hen90, HG95, HT82, HT93, Hsi91, Hsi93, HG90, HCR+92, HP94, IK91,
Jin92, JS90, JM92, Joh94, Kne94a, KE95, Ko92, KST95, KS93, KM92, Lel93,
Ler92, LHC99, Loh90, Low92b, Low95, Mac95, Mag93, MZ93a, MZ93b,
Mar92, MN98, MG93, MGKA95, MP92, NF91, NL95, O’S93, OAT91, OC95].
Estimation [Pat93, Phe90, Pit94, PR92, PK89, PK90, Rit90a, Rit90c, RG91,
Rob95a, Roe92, RC94, Sch93, SM94, Sch95, Spo98, SBH91, Sto94a, Sto94b,
TS92a, Tra93, TS92b, WH91, WW90, Wel89, Wel90, WS91, WH90, Xia94,
Yan91, YB94, Yin92, Yin93a, Yin93b, YsC91, Yu93, Zam92, vdG95, vdV94,
Adr98, BZ96, BFH96, BS96, BL96b, BLZ97, CF99, Cai99, CM98, CF97,
DW96a, DJKP96, DJ98, Don99, DHS97, DHL97, DKW97, EL96a, EL96b,
Efr98, ET96, Eri96, FHM98, FZ99, GG99b, GGR99, GL98, GH95b, HLT95,
HMNT97, HW97a, HKP98, HJ96a, HT96, Hua96, Hua98, Hua99, Ish96a,
Ish96b, Jia96, Jia97, JT99, KT96a, Kim98, KT96b, Kol97, KP97, KC98,
KS96b, KS99b, KS99c, Lau96, Lee96, LS97, Loa96a, Loa96b, LN96, MPZ98,
MvdG97b, McC96, MC96, NvS97, Nis99]. estimation [Nob96, Nob99, Nus96,
Phe96, Pol98, PH96, Rai98, Rie97, Sen96, Ste97, Sun96, Tsy97, Tsy98, Van96,
Wan96b, Wei95, Woo99, Xu97, YD97, Zha97, vdL96, vdLM98, vdV96].
Estimations [Hsi97]. Estimator [BH93b, BDJ93, Cha93, Cha90b, CCL95,
Dav92, DS95b, GV91, HP92, HF92, HRC94, HR95, Ioa94, Kan91, Kim92,
LY91b, Low92a, Mee92, MBL91, Muk93a, Pru91, SS94, Stu93, Xia95, Yan92,
YP92, YG95, Zho91, Zho92, And99, BRR98, CL97, EL99, GH97a, GT99,
GMW96, GHL99, Hes96, JP99, KK96, PV99, ST96, WvdG96, Yan97].
Estimators [ACG94, BP91, BF90, BS91c, CHP95, CS93a, CS94, CV92,
CG91, Com92, CO90, CGH91, Dat91a, Dav90, DH93, Dum91, GM92,
GW95a, GZ93, Haf91, Hal92c, Hal93, HP95, Har94, HP92, Hjo90b, Hor91,
KZ92, KP90b, Kub94, Lah92, LY94, LB93, LR91, Lop92, Nie92, Pfa90, Por85,
Por91, RS95, Sas93, She94, Sko90, Ste95a, Tra93, TC85, TC90, WC93, Xia95,
vdG93, BG97, BH99, BD98, Bos97, BL97, Cha96, CHY99, Che95d, Che97,
Det99, Dre95, ES96, FSW98, Gou96, Grü96a, HKT97, HS96a, JvEvZ98,
Kim99, Kni98, Kou96, KS97, LZ98b, LL98, Lop99, MM99, MR96, Neu98,
PvZ96, RG97, Rie97, Roc96, SY98, Wan96a, WG96]. Ethical [WH90].
Euclidean [CK95, LK93, MN98]. Euler [NW92]. Even [Det92]. event
[SdH99]. evolutionary [NvS97]. EWMA [SS97, SW93b]. Exact [FH91,
Gas95, MW92, Mas94, MK94, Ric95, RS95, DM98b, KMZ98, TB97, Wu97].
Excess [Pol95]. Excessive [IL90]. exchangeable [FR98]. Exclusion
[NW92, NW97]. Excursion [Wor95]. Existence
[Low92a, BR96, HSS97b, MLN99, Min97, MW95]. Expansion
[BR91a, HJ95, Hel91, BGvZ97, HH96, KS97]. Expansions
[AW93, Hen90, Myk92, Myk95b, Sun94, PvZ98, RT97, SV98]. Expectation
[Kha91]. expectations [Gus96]. Expected [SZ93b]. Experimental
[DS91, PT91, DS99a]. Experiments
[LD91, SZ93a, ST92, Ste94, BZ98, DR97, DR98, Gre96, IR97, Maj96b].
experts [JT99]. explanation [BFLS98]. Explanatory [DS95a]. Explicit
[Ste95a]. Exploratory [Kan91, Tho93]. Exploring
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[Bes94, CG94, Dos94b, Rob94a, Str99, Tie94a, Tie94b]. Explosive [KP90b].
exponent [FH99]. Exponential [Asm90, BLEL94, BS91a, BS91b, BB93,
Cho91, CKS94b, Com92, Dat91a, Din95, Ish98, JW96, LvE93, LM90, Mas94,
Ste95a, Sun94, WH91, XY95, Yeh94, Zha95, vdG95, BB96, Cas96, ET96,
Has99, Ish99, JT99, Kar96, Poo98, VW98, WWG+95]. Exponentiality
[HKL92]. Exponents [DL92, MM99]. extended [SHKT97]. Extension
[Cha92, MW99b]. externally [FS97]. Extracting [Per92]. Extraction
[Bel84, Bel91]. Extremal [DS96, Hsi93, Pin94]. Extreme
[HMM92, CMT98, Dre95, Dre98, Fal95, HW97a].

Factor [AA90, Kan91, DL96]. Factorial
[CW91, Che92a, Cos93, Jac94, LD91, BS99, CM98, CMT98, DT99].
Factorials [Gho80, Gho91, MW99a]. Factors [DB90, DL97]. failure
[vdLM98]. False [APRY93, Yak95, GP97, Yak96a, Yak96b, Yak98]. Families
[Asm90, BS91a, BS91b, Cho91, Com92, Dat91a, Din95, IK91, LM90, Mat93,
Ste95a, WH91, Cas96, ET96, Has99, Ish99, VW98, WWG+95]. Family
[BLEL94, BB93, CKS94b, Sun94, Zha95, BB96, JT99, Kar96]. Fast [Gir91].
Fiducial [DW93]. Field [SZ93b, SW95, Ste90b, Wor95]. Fields
[Com92, CW99, GMW96, Ste97, Ste95b, Ste95c, Ste99]. Filter [De 91].
Filtering [TA91]. Filtration [KL92]. Finite [BNW92, BH90b, Che95c,
DH93, HS95, Nau92, SF94, Tyl94, Che98, GT99, Ish98, Sho96].
Finite-Dimensional [SF94]. Finite-Sample [HS95]. finite-variance
[GT99]. First [BMM+91, EFM95, KL91, MZ94, KPY99]. First-Order
[BMM+91, KL91, KPY99]. Fisher [EJ90, Ko92, LD93, LL97b, Tho96]. Fit
[And93, CC94, DB90, EL92, EH92, GH91a, Hjo90a, KL95, Khm93, Kim93,
Kon92, LD93, RG91, CAMRRdB99, Düm98, MM97, MNS98b, Peñ98, Pol99,
Spo98, VW98]. Fits [HM93]. Fitters [Ell95]. Fitting
[Dah97, Ell91, LD95, OR97, Rus95, Qiu98]. Fixed
[BBW94, cICM92, TRYV96, CHY99, HSS97a, HJ96b]. Fixed-design
[TRYV96]. Fleming [Bet96]. Flexible [Sto91a, NLB98, ST96]. flow [Phe96].
Following [CL92, Che95a]. Form [Haf91, Det99]. Forms [Pos92]. Formulae
[HP95]. Fourier [DH98, Hen90, RSW97, Zha90]. Fractal [CHP95].
Fractional
[CT95, CW91, Che92a, Cos93, BS99, CM98, DT99, KT96b, MW99a]. Frailty
[Mur95, Par98]. Free [CM93, Cos93, DL91c, LD91, FH96, Pol99]. frequency
[DJ96]. Frequentist [BR90, BBW94]. Fully [Bru91, Liu97]. Function
[BR91a, Bar93, BH93b, Buj94, Cha90b, CH91, Deg90, DGKL94, DH93, EL92,
FW95, GP93b, Has94, HL90a, LY91a, Mag93, Mam91a, Muk92, MZ95, Pit94,
Ste90c, Sto94a, Sto94b, Tra93, TS92b, VMT95, Wan96b, WC93, YsC91, YP92,
vdG90, BLZ97, HSS97a, Hua97, LK99, NvS97, Rie97, SZ98, Spo98, WG96].
function-indexed [LK99]. Functional [BH93a, Buj90, GM92, Low92b,
Low95, SY98, Zha94, Bis98, BL96b, Cho98, Det99, EL96b, Hua98, Sil96].
Functionals [BRW91, BM95, DS95a, Fan91a, GV91, Sha93, Van91, Dav98,
GG99b, KP96, Lau96]. Functions
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[BS91a, BS91b, BD93, BLRS94, CR90, CR94, GH95a, HFH94, HW94, LM90,
LM94, Roj92, She95, Tak94, TA91, WH91, Was90, Yin90, Zam91, DM98b,
Efr98, HMT96, Kol96, LHMY96, MGR98, Owe97, Pol98, Tsy98]. future
[Tho96].

G [Con99, Pit94]. Gain [KL91]. gamma [Par98]. gamma-frailty [Par98].
Gaussian [Che90a, Che92b, Cox91, Csö96, GT99, KL92, KMZ98, Maj96b,
Nis99, Nus96, Rob95a, RS95, SW95]. Gaussians [Ami96]. GCV
[Gir91, Gir98]. General [BLEL94, DGZ95, FW95, HM94, JK95, JC90, KZ95,
LY95b, Lo92, MN92, MBL91, PR92, QL94, vZ91, And99, BRR98, BGY97,
BL97, CCR96, DHS97, Efr96, HS96a, Kni98, LK99, LL98, YD97].
Generalization [Det90, VZ97, WM97, Yan97]. Generalizations [BS91c].
Generalized [CH94b, Che95b, CV92, EM92, Has99, HJ93, LD93, MM97,
SV95, Ste90d, Tho93, TC85, TC90, CGWW98, CHY99, Che95d, GEGM99,
Hös96, Ish98, Jia99, Kol99, KK96, Lan96]. Generating [VMT95].
generation [HJ96b]. Genetic [Ste94, LL97a]. Geo [Con99]. Geo/G/1
[Con99]. geodesics [Sma97]. Geometric
[DS95b, PS95, Vos91, MW99a, Woo99]. Geometrical [OAT91].
Geometrizing [DL91a, DL91b]. Geometry [CMS93, CMS94, DS93, CW99].
GI [Pit94]. GI/G/1 [Pit94]. Gibbs
[Ami96, DHL97, GMW96, GMW98, Kol99, Ros95, Yu93]. Given
[BLEL94, PS95, BR96, CG95, DS97]. Global [DS95a, Hal92c, GH97b, HR98].
Globally [HS93]. GM [SY98]. GM-estimators [SY98]. Good
[Dev94, TB97, EL99]. Goodness
[And93, CC94, EL92, EH92, GH91a, Hjo90a, KL95, Khm93, Kim93, Kon92,
LD93, CAMRRdB99, Düm98, MM97, Peñ98, Pol99, VW98].
Goodness-of-Fit [CC94, EL92, EH92, KL95, Kim93, Kon92, LD93, Düm98,
MM97, Peñ98, Pol99, VW98]. Graham [Pro91]. Granulometric [Wal97a].
graph [BS98]. Graphical [DL93, DL95, Fry90, GP93a, Tho93]. graphics
[LPS99]. graphs [FS97, Sma97]. Greedy [Jon92]. Grenander [GHL99].
gridded [HR98]. Group [CE90]. Groups [Szk92]. guaranteed [KP97].

H. [DGJ97]. Haar [KP96]. Hadwiger [Wor95]. half [GG96b]. half-normal
[GG96b]. Halfspace [DG92, Wal97b]. Hall [CY96]. Hannan [HG90].
Hastings [MT96]. Hazard
[EJ90, Hjo90a, LY95b, NL95, Pat93, FGK97, Peñ98, ST96]. Hazards
[BGL95, CH94b, Mur94, Hua96]. Heavy
[Lah95, Muk93b, Res97, SM94, DM98a]. Heavy-Tail [Lah95]. Heavy-Tailed
[Muk93b, SM94, DM98a]. Hellinger [Lin94, Yan91, Yin92, vdG93].
Hellinger-Consistency [vdG93]. Hellinger-Type [Yin92]. heterogeneous
[WS97]. heteroscedastic [DW96b, KK96, LL98]. Heteroscedasticity
[MZ95]. Heuristics [Bre96]. Hidden [Ryd94, BRR98]. Hierarchical
[BR90, JT99, BS96, Liu96]. High
[HL93, KDK90, Lop92, Mam93, Dav98, Li97, Mam96, Roc96, Str99].
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high-dimensional [Li97, Mam96, Str99]. High-Scoring [KDK90]. Higher
[Kol96, Pol99]. Higher-order [Kol96]. Highly [Lop92]. Hilbert [Jon92].
Histogram [Kan92, Nob96, Wu90, LN96]. History
[Hjo90a, Hjo90b, LD93, LD95]. HIV [WS97]. Hodges [Pro91].
homoscedastic [Hsi97]. honest [Huw96]. Hotelling
[CW99, JJ90, MP90, Pin94]. Hunt [Szk92]. Hyper [DL93, DL95].
hypercube [Loh96b]. Hyperrectangles [DLM90]. Hypotheses
[Gol91, HW94, Kre90, LB95, MS91, Ruk94, IKL97, MS95]. Hypothesis
[BBW94, BM92, BN91, DP94, Peñ98, Spo96].

I.D. [Xia94]. Ideas [HI90]. identically [MW98]. Identifiability [Ish96a].
Identification [MZ94, Pos92, DH98]. Identifying [Det95]. Identities
[Myk94, NW92, Myk99, NW97, SCW97]. identity [DS99b]. IDMRL
[HKL92]. Ignorability [HR91]. II [Por91, DL91a, Por85, XY95]. IID [Efr96].
III [DL91b]. ill [GG97]. ill-posed [GG97]. Illustrations [JJ90]. Image
[O’S95, Koc96]. Images [Wor95]. Immigration [SBH91, Sri94, WW90].
Imperfect [HPS92b]. Implications [DLM90, FH94]. Importance
[BHW93, Hal91, NW97]. Improper [BR94]. Improved
[BH90b, GC91, HHM95, KS99b, Muk93a, Sho90, Sri92, NW97].
Improvement [BH93b, KS99c]. Improving [Kub94, Liu97, SS94]. Impurity
[BPKN92]. imputations [Liu96]. Inadmissibility [CS93b, MP90, Vel92].
Incidental [Pfa93, Str96]. Inclusion [NW92, NW97]. inclusion-exclusion
[NW97]. Inclusion-Exclusion-Bonferroni [NW92]. Incomplete
[AC91, CB91, Dos94a, Hös96, Lar90, Mat93, TC85, TC90, LHMY96].
Incomplete-Block [CB91]. Incorporating [Mur94]. Incorrect
[Ste90c, Ste90b, BM98]. Increasing [GC92]. Independence
[AP93, GP93a, Jun93, MNS95, AM98, BS98, DN98, GH97b, MN98, NO96].
Independent [HL90b, PT91, Zho91, MW98, Neu98]. Indeterminate
[Nau92]. Index
[HHI93, Hsi91, Hsi93, BZ98, Dre95, Dre98, Fal95, HKT97, HSS97a, Wei95].
indexed [LK99, ZBCL97]. indexes [HSS97b]. indicators [vdLM98].
Indices [GW92]. individual [CBL99]. Inefficient [Loc91]. Inequalities
[BG90c, BLRS94, LB95, NW92, She94, WS95, Yan92, vdG95, And96,
AGSC98, NW97, Sar98]. Inequality
[BL91, ET91, BL96b, Cai99, Nis99, SA96]. Inference
[BRR91, BNW92, Bru91, CT95, Cox93, Csi91, DW93, DKR91, ES93, FR92,
HK91, JJ90, LH92, MU90, Myk95b, Nai90, Ros93, Sto90, Swe92, BZ97,
BRF97, FH96, GW95b, Hos97, Hug96, IR97, Jia99, KN98, LPS99, MM97,
MYG96, MvdV97, Rob97, Wef96]. Inferences [BR94, Eat92, BR96]. Infinite
[Hes90, MGKA95, PS95, WS91, Fre99, KT96b, VW98].
Infinite-Dimensional [PS95, Fre99, VW98]. Infinite-Variance [Hes90].
infinitely [BCZ+97]. infinity [SY99]. Inflation [FG94]. Influence
[Che90b, She95]. Influential [Vos91]. Information
[AB90, BH98, BG90c, BL91, CH94b, DL90, EJ90, GMW98, Ish99, LY94,
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Maj92, RB90, SZ93a, YB99, YS97, HO97, KMZ98, LL97b, SA96, VA99].
Information-theoretic [YB99]. Informative [LB93]. inhomogeneous
[LMS97]. Initial [HP92, PS91]. Innovation [Khm93, STZ98]. Innovations
[MGKA95]. input [GG99a]. Inputs [Li95]. Insertions [Neu94]. instability
[Bre96]. Integrable [Sun94]. Integral [BM95, EL96a, Lau96, Stu96].
Integrals [BC92, Kon92, Niu98, Owe97, Ste95c]. integrands [Hes96].
Integrated [HP95, Low93, MW92, Mar92, Wu95b, KM96]. Integration
[GJ90, ES96]. interacting [WS97]. Interaction [Che91b, Fry90].
Interactions [DT98, Str90, Str99]. intercept [BFH96]. Interface [BR90].
interpoint [MPB96]. Interpolation [HT97, Mee92]. Interpretation [Lo92].
Interval [GC92, HP94, SF94, GG99b, Hua96, LZ98a, WG96].
interval-censored [WG96]. Interval-Valued [SF94]. Intervals
[BD95, CH93, Det94, FK91, GC91, Hal92b, Hal92a, HJ95, Hey92, Kem91,
Kon91, LY95a, Sho90, Low97, Neu95, Qin99]. Intervention [SZ93a].
Intrinsic [OC95]. Invalidity [Sri94]. Invariance
[HWG65, HWG95, KE95, Was92, BNO96, DG96, NO96, Yak98]. Invariant
[Che95e, GC91, LR92, RT92b, YsC91, YP92, Xu97]. Invariants
[ES93, Wij85, Wij93]. Inverse [Csi91, Dud94, EL95, HC92, HL90c, JS90,
Koo93, GG97, Hsi99, JvEvZ98, KC98, LM98, ZF96]. invited [Res97].
Involving [TS92b]. Ion [DMR90, DM92]. irregularly [HT97]. Isotonic
[GJ95, JvEvZ98]. isotropic [Ste95b, Ste99]. Item [Jun93]. Iterated [LY95a].
Iterating [Per92]. Iterative [CS93a, GC93, Rus95].

Jackknife [BH93b, KG91, Sha93, Wu90, Stu96]. Jackknifing [Shi91].
Jacobian [DGJ97]. James [BS91c, LY91b, SS94]. Johnson [MW99b]. Joint
[HL90b, Ste97]. Jordan [MN98]. Jump [KL92, WC93].

Kalman [De 91]. Kaplan [BG97, GV91, Pru91, Stu96, Yan92, Zho91].
Kendall [VMT95]. Kernel [BG90a, Chi91a, CGH91, Dev94, FH92, GH91a,
HHM95, HR95, Mes91, NL95, RT92a, RC94, TS92a, WC93, Xia95, Che95d,
DL96, DL97, HKP98, LMS97, ZF96]. Kernel-Type [WC93]. Kernels
[Dat92, MG93]. Kiefer [Arc96]. Known [BRW91, BTZ93, Fel91].
Kolmogorov [MS92, Ano90, CC94, Cab96, CC97, Che90b, DCLP90, HI90,
IL90, MS83, NY97, Ruk90, YP92]. Kullback [CMS94].

lack [MNS98b]. Lancaster [Str90]. landmark [PM95]. Laplace [KS96a].
Large [AA90, BR91b, Con99, Din93, Hes90, HL90b, KG91, LY91b, MBL91,
Pfa90, PR94, Por85, Por91, Rob97, Sto90, TC85, TC90, VZ92, Yin93a, Kor96,
Myk99, Rub96]. large-deviations [Kor96]. Large-Sample
[MBL91, Sto90, Rob97]. Last [HF92]. latent [JE97]. Latin [Loh96b].
Lattice
[AP93, Com92, KM90, Owe94, RSW97, AM98, MN98, Ste95b, Ste95c, Ste99].
Lattice-based [RSW97]. Law [AGW90, SW93c, HY98b]. Laws
[DL93, DL95, CL97]. Learning [GW92]. Least
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[BP91, Buj90, Cha93, CS93a, Csi91, KK96, Lai94, O’S95, Pat93, Pos92,
RW94, Wei92, YZ93, vE92, Gou96, Wan96a, WvdG96]. least-squares
[Wan96a]. Lecture [Fre99, SHKT97, WWG+95]. Left
[LY91c, GKL98, GKL99]. left-spherically [GKL98, GKL99].
Left-Truncated [LY91c]. Leibler [CMS94]. Lemma [Jon92]. Length
[BH90b, Yak95, BW99, GP97, Yak98]. Level [Cos93, Jac94, CMT98, Tsy97].
levels [HSS97b]. Life [Hjo90a, Hjo90b, LD93, LD95, CZ96]. lifetables
[WMC98]. lifetime [BM97]. Like [NW92]. Likelihood [AP95b, BG90b,
CD91, CH94a, CH93, CG91, CO90, Cox91, CL91, DHR91, EL95, Hal90,
Hor93, HW94, KS94, Mac95, MS91, MRS92, Myk95a, O’S95, Owe90, Owe91b,
Pfa90, Qin93, QL94, RS95, SW92a, SV95, Ste95a, Ste90d, Tho96, TC85,
TC90, WS91, WS95, Yin93b, ZK90, vdG93, vdG95, vdV94, BRR98, BL97,
CHY99, CM99, DE98, EL99, EM99, FGK97, Har98, Hes96, JP99, JT99,
JW96, Kit97, Lan96, LHMY96, LL98, Loa96b, MvdG97b, MS95, MvdV97,
MR96, Myk99, Phe96, Qin99, Rub96, Sta96, Van96, VZ97, Wef96, vdV96].
Limit [BH92a, CGH91, EW95, HS96b, HT82, HT93, Ste95a, Stu93, Stu95,
Bis98, CL97, GEGM99, Hos97, Loh96a, Yan97, ZBCL97]. Limited [Kem91].
Limiting [Aba93, Cha93, Kni98, LL98, Swa99]. Limits [Nob99]. lineage
[Hug96]. Linear [Ber90, BRW91, Bro90a, Bro90b, Cas90, CM93, CS94,
Che95b, Che90a, Che92b, Cop90, Csi91, DS91, DG91, Dav90, Dav93, DHS95,
Efr90, EKS91, FG92, Fan93b, FH91, FW95, FR90, FZ94, Gle90, Har94, HS93,
Hes90, Hil90, HT82, HT93, HW94, Joh90, Kne94b, Kre90, KM92, Lah92,
LD95, Li95, LZ98a, LB95, Loa92, Lu90, Mam93, Mee92, Mor90, NF91,
Owe91b, PS92, PK89, PK90, Pos92, Rit90c, Seo90, Sho96, Ste90c, Ste90a,
Ste90b, SL94, Tsi90, Zha94, ZL96, BZ97, CGWW98, CHY99, Che97, DM98c,
GG96a, GG99a, GKL98, GKL99, HS96a, Hsi97, Hua99, Jia99, Kol99, KC98,
Kus97, Kus98, Lan96, Lee96, LHC99, Mam96, MvdG97b, MC96, MM99,
Mül98, SY98, SHKT97, Str99, TRYV96, Zha97, ZP96]. Linearity [HL93].
linearizable [Dav98]. Linearization [KG91]. Linearly [PT91]. Link
[DL91c, WW94, HSS97a]. Link-Free [DL91c]. linkage [DS99b, Tho96]. Liu
[LPS99]. Local [BM92, CGWW98, Cha91, CHST99, CMS94, Fal98, FG92,
Fan93a, Fan93b, FGK97, GW95b, Gus96, Hal93, LD95, Loa96b, Nyc95, Por97,
SWZ98, SZ93b, Tak94, Tra93, CW99, Che97, GH97b, OR97, Spo98]. Locally
[Har96, HS93, HJ96a, MvdG97a, RW94, Ste95b, Ste99, DCG99, Dav98,
MPZ98]. Location [BD95, Cha92, Dah95, DL90, DG92, KT91, Kim92, LR91,
Lop92, MZ93b, Mat93, SW95, Tyl94, Xia94, BH99, Dav98, Eri96, Grü96a,
Hsi96, Ish96a, KT96a, LZ98b, Lop99, Roc96, Xu97]. location-scale [Hsi96].
Log [KC98, Loa92, Rob95b, Sto90, Bro98, DE98, Lan96, MS99a, Str99].
log-concave [Bro98]. log-convex [DE98]. Log-density [KC98].
Log-Linear [Loa92, Lan96, Str99]. Log-Periodogram [Rob95b, MS99a].
Log-Spline [Sto90]. Logical [GP93a]. Logistic [BL92, cICM92]. Logspline
[Sto91a]. Long
[CT95, CM95a, CM95b, Dah95, KBH93, Rob94b, Rob95a, Rob95b, Yaj91,
CP98, CHST99, GT99, HLP95, HH96, Hos97, KS97, MS99a, RH97, Wan96b].
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Long-Memory
[CT95, Rob94b, Yaj91, CP98, CHST99, HH96, KS97, Wan96b]. Long-Range
[CM95a, CM95b, KBH93, HLP95, Hos97, MS99a, RH97]. longitudinal
[SZ98]. Loss [FW95, Lel93, Tak94, Yin90, YP92]. Low
[HL93, FHM98, HMNT97]. low-dimensional [FHM98]. Lower
[DB90, GK94, HS93, Low93, Yak96b]. Lowner [CD91]. LS [HP92]. LSE
[Yaj91]. Lukacs [CL96a]. Lynden [CCL95].

MAD [GH97a]. Main [Gho80, Gho91, MU96]. Manifold [Hen90].
Manifolds [CMS93, Ric95]. many [BCZ+97, HMT96]. mapping [YS97].
Mardia [BH92a]. margin [BFLS98]. Marginal
[BRW91, JR94, ST92, BM97]. Marginalization [Fry90]. margins [HJ96b].
Marker [NL95]. Markov [DL95, AMP97, ADS96, Bes94, BRR98, BW99,
CG94, Com92, DL93, Dos94b, Eat92, GW95a, HR99, KG90, KL92, Kos96,
LL97a, Phe90, Rob94a, Ryd94, Ste95a, Tie94a, Tie94b]. Martingale
[Kon94, Myk92, Myk95b, MM97]. martingale-residual [MM97].
Martingales [Khm93, Myk94, vdG95, Nis99]. Mass [Pol95, Pru91]. match
[KLW97]. Matching [AGW90, RT92b]. Mathematical [Ruk90]. Matrices
[CD91, Che95e, Kur93, Loh91a, LR91]. Matrix
[ET91, JV93, LH92, YB94, Adr98, DGJ97, KMZ98, KS99c, KK96]. Maxima
[SZ93b]. Maximal [She94, Wij85, Wij93, BH99, Nis99, Swa99]. Maximin
[MNS98b]. Maximum
[CD91, CH94a, Che90a, CG91, CL91, Csi91, DE98, EL95, Hor93, KS94,
Lan96, ND94, O’S95, Pfa90, RS95, Ste95a, Ste90d, TC85, TC90, WS91,
Yin93b, vdG93, vdG95, vdV94, vdV96, BRR98, BL97, CHY99, CM98, EL99,
GG97, GG96b, Har98, Hes96, HS96b, JP99, JT99, LL98, MR96, Van96].
maximum-likelihood [BRR98]. MCMC [Bro98]. Mean
[APRY93, BH90a, BR90, CZ96, FH94, Fel91, Geo91, HP95, HW94, Joh94,
Kim92, Loh91b, MW92, Mar92, Mil92, PS91, SW93b, Tak92, BF98, CF99,
Cho98, CG95, KP97, RT97, TB97]. Means
[BR91a, CR90, CR94, Owe94, WW90, BS96, CAGM97, GEGM99]. Measure
[BH92a, BRW91, DG90, DS95a, Cab96, CCR96]. Measurement [SC91].
Measurements [HZ90, HZ92, Kus97, Kus98]. Measures
[BD93, KZ95, PS95]. Measuring [Pol95]. Median [HRC94, Koc96, MW98].
Medians [ACG94, Sma97]. Medical [Wor95]. Meier
[BG97, GV91, Pru91, Stu96, Yan92, Zho91]. Memorial
[WWG+95, SHKT97]. Memory
[BN91, CT95, Rob94b, Yaj91, CP98, CHST99, GT99, HH96, KS97, Wan96b].
Method
[DGZ95, DL91c, Hor93, HG90, Lo93b, SW92b, ADS96, Fal95, Jia97, Kle96].
Methods [BGL95, Buj90, HPS92b, KG91, Koy90, LY91c, Lin94, RT92b,
Tho93, Zha90, BFLS98, CS97, GG97, HMT96, HT97, HKP98, Kit97, Lah99,
Lan96, LS97, LN96, Pol99, She97]. metric [HO97]. Metrically [Kim92].
Metropolis [MT96]. Minimal [MS93, PR94, Ste95a]. Minimax
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[Adr98, AB90, BL91, DHS95, DLM90, DJ98, Fan93b, Fel91, GK94, HS93,
HW91, JM92, Joh94, MT95a, Rai98, Tak94, Tan93, YZ93, Zha97, Bei96,
Don99, FSW98, Li96, YB99]. Minimax-Bias [YZ93]. Minimaxity
[YsC91, YP92, YG95, Kor96]. minimisation [GH95b]. Minimization
[Nie92]. Minimizing [Das91, FH94]. Minimum
[BM94, BPKN92, BDJ93, CW91, Che92a, Dav92, DT99, Dha91, Lin94, Sko90,
Yan91, Yin92, CH96, CM98, SCW97, TW96]. Mises
[Ko92, EL92, Fre99, IL90]. Mismodeling [BL92]. Missing
[LY94, WW94, CGWW98, vdLM98]. misspecified [DW96a]. Mixed
[Cos93, FH91, Jac94, BZ96, BSV99, Jia99]. Mixed-Level [Cos93]. Mixing
[BF90, Ler92, PR92, Zha90, Zha95, Ste97, Woo99]. Mixture
[Bos94, Che95c, Roe92, Hen97, Ish96a, Ish96b, LR97, Qin99, Van96].
Mixtures [Dat91b, Kem91, DCG99, GGR99, Ish98, Ish99, JT99, Woo99].
mixtures-of-experts [JT99]. ML [Pol98]. ML-density [Pol98]. MLES
[WS95]. Möbius [McC96]. Modal [Kem91]. Mode [CH99, GH95b]. Model
[BGL95, CKW95, Cha93, CE90, cICM92, Che91a, CS94, CG91, Dav90,
DHY95, Dha91, EM90, FW95, GK94, GL92, KE95, Loa92, Low93, MU90,
MZ95, Mur94, Mur95, NL95, O’S93, Rit90c, RG91, STZ98, VZ92, Wu95a,
Yaj91, Yan91, Zha93, BZ96, BR96, BZ97, BGY97, Bre96, DCG99, DHS97,
HP96, HY98a, Hsi96, Hua96, Hua99, Ish96b, KS96b, KS99a, KK96, LHC99,
LN99, NLB98, Nis99, OR97, Par98, SY99, Stu97, Sun96, vdL96]. modeling
[CP98, Kle96, Res97, SHKT97]. Modelling [Lav92, Lav94, FH99, HSS97a].
Models
[AA90, AP93, Bai94, BLEL94, BNB93, BH92b, BL92, BM94, BR91b, BF90,
BH93a, BTZ93, CD91, CH94b, Che91b, Che95b, Che95c, CS93b, Cuz92,
Dah95, DS91, DG91, DL93, DL95, DHS95, EKS91, ES93, FH91, Fry90, FZ94,
GP93a, HHI93, Hjo90a, Hjo90b, HPS92b, HG90, Jun93, KG90, KS93, KM92,
Lai94, LD93, LY95b, Mam93, Mas94, MS93, MGKA95, NF91, Owe91b, PK89,
PK90, RB90, Ros95, Ryd94, SF94, Sch93, Sch95, SW92a, She95, Sri92, SC91,
Sto90, Sto91a, Tan93, Zha95, BB98, BRR98, BSV99, Bis98, BS98, BM98, BL97,
CGWW98, Cha96, Che98, CHY99, CHS96, CHST99, CS98, Con99, DW96a,
Dah97, DW95, Det96, DW96b, DM98c, DHI99, DKW97, DE98, FHM98, FZ99,
HJ99, HSS96, Hen97, Hos97, Hsi97, Hua98, Hug96, Huw96, Ish96a, JP99].
models [Jia99, JT99, JE97, KMZ98, Kol99, Kos96, Lan96, LW99, LR97,
Lin98, Mam96, MvdG97b, MM97, MN98, Mat96, MM99, Mül98, Peñ98, SZ98,
SQ96, Str96, Str99, VA99, Van96, Wef96, YD97, ZP96]. modes [Min97].
modification [GH97a]. Modified
[LY91b, MS83, MS92, Ste90d, CC97, Swa99]. Modulation [BD98].
Molecular [KDK90]. Moment [Che95e, LR97]. Moment-based [LR97].
Moments [AW93, BP91, CW91, Gas95]. Monotone
[FR94, HZ94, Jun93, KL91, KST95, Mam91a, Muk93a, CCR96, JE97, SW99].
Monotonicity [HW94, Kha91]. Monte
[Asm90, CS97, KL95, LL97a, Owe94, Wal97b]. mortality [WMC98]. most
[CHS96]. Motion [CK95, SW94b]. Moving [Lah95, AM97a, HH96, LL98].
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moving-average [LL98]. MR [Kus98]. multi [HP96]. multi-type [HP96].
Multidimensional [BLRS94, Sma97, Cho98, LL97a, MPB96]. multifactor
[DR97, DR98]. Multifold [Zha93]. Multilevel [Li95]. Multinomial
[DB90, DF90]. Multiple [Ber90, Bro90a, Bro90b, Cas90, Cop90, DM92,
Efr90, FG94, FR90, Gle90, Hil90, Joh90, Lah92, Lu90, Mor90, Nak97, Ruk94,
Ste90a, EM99, FR98, Fin99, Hua98, MNS98a]. Multiple-comparison
[Nak97]. multiple-use [MNS98a]. Multiplicative [LY95b, VZ92].
Multivariate [AP93, ACG94, Bar91, BH92a, BX91, BR90, BG93, Bre91,
BDHT91, Buj94, CD91, Cha92, Cho91, Deg90, Fri91a, Fri91b, Gas95, Geo91,
GKL98, GKL99, GH91b, GM93, GW91, Has94, Hor91, KT91, LPS99, Loh91b,
Loh90, LR91, Lop92, MK94, O’S91, Owe91a, RW94, Sch91, Sto91b, Sto94a,
Sto94b, TT90, Tyl94, Uhl94, Adr98, AM98, AM97b, BH99, Bro98, CC97,
CS98, DGJ97, GEGM99, Grü96a, HW97b, HP99, KT96a, KM97, KS99b,
Lop99, MZ96, MNS98a, MOT97, Roc96, Sun96, TB97]. Mutual [HO97].

N [DCLP90, Kim98]. Natural [LM90, WH91, Cas96]. near
[BRF97, MNS98b]. near-replicate [MNS98b]. Nearest
[Akr94, BG90a, DGKL94, Hsi99, Muk93b, GMW96, SV98].
Nearest-Neighbor [BG90a, GMW96]. Nearly
[Cox91, CL91, Don99, MW95]. Necessary [MW98]. Negative
[Pru91, Tak92]. Neighbor
[Akr94, BG90a, DGKL94, Muk93b, GMW96, Hsi99, SV98]. Neighborhoods
[Nai90]. Nested [GL92, MU96]. net [Owe97]. Network [Jon92]. Networks
[Tju91]. Neumann [Per92]. Neural [Jon92]. neutral [MW99b]. Neyman
[WWG+95, IL96]. No [DG90, Ano95, Kus98]. Noise
[KL92, Low92b, Low93, RS95, SM94, BL96a, Lal99, Nis99, Nus96, Zha97].
noisy [STS96]. Non [Che90a, Che92b, Low92a, RB90, Xia94, GT99].
Non-Existence [Low92a]. Non-Gaussian [Che90a, Che92b, GT99].
Non-I.D. [Xia94]. Nonasymptotic [Dat92, DL97]. Noncausal [Gas93].
noncompliance [IR97]. nonequispaced [BC98]. nonequivalence [BZ98].
Nonexistence [LB93]. Nonidentically [Zho91]. noninformative [DG96].
Noniterative [Kan91]. Nonlinear [DN98, HP95, KE95, Lai94, Li97, MU90,
MZ94, NF91, Sal98, Yin90, Det96, HT97, Kou96, Wan96a]. nonnegative
[KS99b]. Nonnormality [KS94]. Nonparametric
[BF98, BNW92, BF90, BL91, CA91, CH90a, Cha91, CM99, Chi91b, Cox93,
CM95b, DM98b, DF93, DS95a, DHS97, DH93, Dos94a, Dum91, Efr95, EL92,
Fan91b, FT93, Fer95, GM92, GP94, GP93b, HJ90, Hal92b, HFH94, HM91,
HM93, HW91, Hen90, Hjo90b, HG95, HPS92b, HT96, JC90, Kim99, Kne94a,
Koo93, KS99a, LD95, LHMY96, Liu96, Low92b, Mam91b, MG93, Mil92,
Min97, MSY94, MYG96, Mul92, NL95, O’S93, Pfa90, Pit94, SM90, Stu97,
Tra93, TS92b, YD97, Zha91, ZK90, vdG93, BSW99, BFH96, Bos97, BL96a,
BL96b, BLZ97, BZ98, DHL97, Düm98, Efr96, EL99, EHSS95, Gir98, Gru96b,
HLP95, HJ96a, JvEvZ98, Koc96, Kor96, KN98, LS97, LK99, Loa96a, Low97,
Neu95, PV99, PH96, Rob97, Tsy97, WvdG96]. nonparametrically [GW99].
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nonquadratic [KP96]. nonrecursive [Kos96]. nonregular [DT99].
Nonsmooth [vE92]. Nonstandard [Fer95, VZ97]. Nonstationary
[Bel84, Bel91, Cox91, CL91, HG90, Li95, TT90, Büh98, Dah97, Lin98].
nonstochastic [HS96a]. nonzero [STS96]. Norm [Yu93, Sil96, Tsy98].
Normal [AP93, APRY93, BR90, CS93b, CM95b, DS91, Fel91, GC91, Hor93,
HW94, IK91, Joh94, Loh91b, PS91, Por85, Por91, Roe92, Ryd94, ST92,
Sho90, Tak92, AM98, BS96, GG96b, Hes96, Sun96, TB97]. Normality
[ACG94, BD95, RT92a, Zho92, BRR98, CHST99, Fal98, GHL99, JP99].
Normalized [Lah95]. Normalizing [Kon91, CS97]. Norms [Dud94, Hor91].
Note [AP95a, Det93b, Dev92, Gre93, HKT97, KG91, Pro91, Ste94, XY95,
Yak95, vZ91, Bei96, Det96, GH97a, Yak97]. Notion [Liu90]. Novel [LK93].
NPMLE [Hua97, vdL96]. Nuisance [AP95b, Pfa93, Str96]. Number
[HF92, Kem91, SZ93b, Wor95, SY99]. numbers [CMT98].

O’Brien [Bet96]. Observation [SM94]. Observations
[Hor93, HZ94, Lar90, NNR94, Efr96, GK96, Neu98, Ste95c, UM97].
Observed [KL92, LL97b]. Obtained [KZ92]. Odd [Det92]. Odds [Wu95a].
old [WMC98]. oldest [WMC98]. oldest-old [WMC98]. Olkin [CL96a].
Omnibus [BH90a, MNS95]. One [Alb91, Fan93a, Fin94, Gho80, Gho91,
Kur93, LB95, PS95, Sar91, CS98, Kar96, MPB96, Muk99, SY98].
One-Armed [Sar91]. One-Dimensional [Fan93a, MPB96]. one-parameter
[Kar96]. One-Sample [Alb91]. One-Sided [Fin94, Kur93, LB95, CS98].
one-step [SY98]. Only [AP95b]. operating [HT96]. Operators
[Dud94, FS97]. Optimal [BN91, Bur91, CH90a, CW91, Che95c, Det90,
Det92, Det93b, Det95, DW96b, DR97, DR98, DH98, DHI99, DL92, Don94,
Dre98, EL99, EKS91, FZS96, FM93, Fan91b, GH91a, GM92, HJ99, HHI93,
HSS96, HZ90, HZ92, Hei94, Kan92, Kar96, Koo93, Kus97, Kus98, LS97,
LMS97, Maj92, MU96, PT91, PS93, She95, Wu97, CC99, DW96a, DS99a,
Det96, EL96b, GG99b, Maj96b, UM97, Wef96, Yak97]. Optimality
[CB91, Dat91a, Det93a, DS93, Gir91, Rit90b, Ste90b, IL96, KPY99, Kus97,
Kus98, LL97b, Maj96a, Muk99, Rit96]. Optimization [She94]. Optimum
[EFM95, KM92, Mül98, RSW97]. oracle [Cai99]. Orbit [CE90]. Order
[Alb91, BMM+91, BP91, CD91, CS93b, CKS94a, DHY95, Dud94, EH92,
GK94, GSM94, HP94, KL91, Mar83, Mar86, Mar91b, MZ94, Myk95b, ND94,
RG91, Ste90b, Ste93, BPR99, CS96, DCG99, DH98, GK96, Kol96, KPY99,
LL97b, Mat96, Pol98, PH96]. Order-Restricted [RG91, CS96]. Ordered
[GP95, Kne94b, RG91, Sar98, SSK95]. Ordering
[DKR91, LS92b, Roj92, CS96]. Orderings [BCFS90, LR92]. Orders
[BCFS90, Cos93, Jac94]. Ordinal [DS95b]. ortho [Don97]. Orthogeodesic
[BNB93]. Orthogonal
[Che95f, HPS92a, Owe94, Zam92, HSS97b, Loh96a, MW95, Muk99].
orthogonality [BSV99]. Orthogonalization [Grü96a]. orthomedian
[Grü96a]. oscillation [LR97]. other [BM97]. Outliers [Dha91, DT98].
Outlyingness [DG92]. Outperforming [GMW96]. overtraining [Kle96].
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overtraining-resistant [Kle96]. Overweight [Loc91].

paired [SY99]. pairwise [HT98]. Panel [GH95a]. paper [Res97]. Paradox
[Ber90, Bro90a, Bro90b, Cas90, Cop90, Efr90, FR90, Gle90, Hil90, Joh90,
Lu90, Mor90, Ste90a, Wan99]. Parameter [AP95b, BB93, DHY95, HT82,
HT93, Jin92, Ko92, KT96b, Lah92, MGKA95, Ryd94, Sri92, Ste93, Sun94,
TM93, WS91, Wu95a, Yan91, BB96, GH97b, Kar96, McC96]. Parameters
[BD95, cICM92, Hey92, Hor93, KS93, NF91, Pfa93, Por85, Por91, Ste90d,
Tsi90, Vel92, Xia94, Yin93b, BZ96, Fre99, Ish96a, SY99, Str96, Xu97].
Parametric [Bos97, HM93, HG95, SW92a, CHS96, HJ96a, Mat96].
parametrization [DCG99]. Pareto [FH99]. Part [SS94]. Partial
[BCFS90, CH91, Deg90, DL90, Gou96, ZK90, BZ97, FGK97, Gir98, MvdG97b].
Partially [CS94, CB91, vdV94, DW96b, GP97, LHC99, SSK95]. Partition
[BH92b]. Partitions [BPKN92, Nob96]. partly [Hua99]. partner [HR99].
parts [ES96]. pattern [Kle96]. Peak [MP92]. Peaks [Wor95]. Pearson
[LD93]. penalization [She97]. Penalized
[CO90, HBT95, Mac95, MvdG97b, ZK90]. penalty [Poo98]. Performance
[CH90a, HM94, HMT96, HR98, Koc96]. Period [HZ90, HZ92]. Periodic
[AM97a]. Periodogram [CHP95, Rob95b, KM96, MS99a].
Periodogram-Based [CHP95]. Permutation
[Che95e, Tho93, Sho96, ZBCL97]. Permutation-Invariant [Che95e].
Permutational [HMM92]. Permutations [BCFS90]. perturbations
[Ami96]. Phylogenetic [ES93]. Pickands [Dre95]. Piecewise [Rie97, TK97].
pilot [Rie97]. Pitman [GSM94, HMM92]. Plan [SW94b]. Plane
[Ell95, DS96, PM95]. Plane-Fitters [Ell95]. Planes [Ell91]. Plans
[Gho80, Gho91, Yeh94, MU96, Muk99]. plot [BS99]. plots [EM99, GG96b].
Plug [GM92, Hal93, CF97, Loa99]. Plug-in [GM92, Hal93, CF97, Loa99].
Plus [Gho80, Gho91, Muk99]. Point
[BH92b, CH90b, CMS93, CMS94, Dum91, Fer95, FG93, Har94, HK91,
HKL92, Loa92, Lop92, Rit90a, SV95, Yak95, BG97, Loa96a]. Points
[LR91, Mul92, PT91, TLF95, Tyl94, WC93, MM99, Rai98]. Pointwise
[DL92, Tsy98, LS97]. Poisson [BPR99, FR92, Hen97, JM92, Loa92, Neu94].
Policy [Yak95, Yak96a]. Pólya [Ish98, Lav92, Lav94, MSW92, WM97].
Pólya-urn [WM97]. Polyhedra [Nai90]. Polynomial
[Buj94, Det90, Det93b, Det94, Det95, Has94, Hei94, PS93, Sto94a, Sto94b,
SHKT97, Che98, DW95, DHI99, OR97, Spo98]. Polynomials [Det92].
Polytopes [Tho93]. Pooling [GC93, FS97]. Population
[BNW92, DH93, Mee92, Che98, DCG99]. Populations
[CC94, DKR91, WS97]. posed [GG97]. Poset [Ros91]. Positive
[BLRS94, SS94, Sal98]. Positive-Definite [BLRS94]. Positive-Part [SS94].
Positron [CH94a, JS90, O’S95]. possess [Yak98]. Possible [FM92].
Possibly [Hes90, BM97, BM98]. Posterior
[Bes94, CG94, CG95, Dat91b, Dos94b, GGR99, KS94, Men94b, Nyc90,
Rob94a, Sun94, Tie94a, Tie94b, BSW99, GGS95, Gus96, Ish98]. postulate
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[MW99b]. pot [Fal95]. pot-method [Fal95]. Potential [LM94]. Power
[DS95a, GH91a, HL90a, HW94, SM90]. Powerful [LB95, CHS96]. pre
[GP97]. pre-change [GP97]. Precision [AP95a]. Predicting
[Ste95c, MGR98]. Prediction
[Ber92, Ber93, DG91, DW93, Fos91, GH95a, CBL99]. Predictions
[Ste90c, Ste90b]. Predictive [Men94b, Wei92]. predictors [Bos97]. Preface
[Ano90]. preferences [SSK95]. Preferred [CMS93, CMS94]. prescribed
[BB96]. Presence [AB90, SM94, SS97]. Present [AP95b]. Principal
[DBS94a, DBS94b, Flu94, TLF95, DS96, Sal98, Sil96]. Principle
[LY94, NY97]. Principles [Wei92]. Prior
[GD92, Maj92, SZ93a, Was90, YB94, Har96, Har98, MW99b]. Priority
[NT94]. Priors [BLEL94, BR94, Bos94, CE90, Was92, BS96, DG96].
Probabilistic [Pin94]. Probabilities [DF90, FK91, IL90, JR94, Nau92,
Pfa90, SW93a, WK92, DE98, HW97a, Kor96, RS98, STS96]. Probability
[APRY93, Ber92, Ber93, BRW91, DG90, ES93, Hal92a, HHM95, Hen90,
KZ95, Low92a, PS95, Ric95, SF94, VMT95, WS95, HY98a, Sar98, SdH99,
SQ96, Yak96a, Yak96b]. Probability-Centered [Ber93]. Problem
[Alb91, BLRS94, Fan93a, Geo91, GJ95, Khm93, Lo92, MP90, Mas93, MBL91,
Neu93, PR92, WH90, BHM97, ET98, ES96, GL98, Zha97]. Problems
[BH92b, BM92, Csi91, Das91, EL95, Fan91b, Fer95, GD92, Har94, HL90c,
JS90, Koo93, LB93, Low92b, Low95, Mac95, NW92, Pin94, Qin93, Sar91,
Sha94, BSW99, BCZ+97, GG97, KC98, Yak98]. Procedure [BTZ93, KL92,
Mar83, Mar86, Mar91b, Per92, Rit90b, Rus95, Sri92, SW94b, Tak92, Bei96].
Procedures [DL90, MP90, SW93b, Yin90, FR98, Fin99, Nak97]. Process
[BP91, Buh94, CR90, CR94, FR92, KL92, Lar90, Loa92, MU90, Phe90,
Ste90d, WW90, HH96, Hsi96, Hsi97, KP97, Mam96, STZ98]. Processes
[ACG94, Bai94, BMM+91, BC92, BF90, CT95, CH94b, Che90a, Che92b,
Cox91, CH95, EM92, Gas93, Hes90, Hey92, Hjo90b, HT82, HT93, KG90,
KS95, LY95b, Mil92, NNR94, PS92, Pos92, She94, SBH91, Sri94, Ste95a,
Swe92, TT90, Wel89, Wel90, vZ91, vdG95, BG97, Bos97, CC97, CP98, CZ96,
DCG99, Dah97, DM98a, Fal98, Kim99, Kit97, KM96, Lee96, LW99, Lin98,
MPZ98, MM97, Niu98, Nob99, WM97, HT93]. Product
[BH92b, GJ90, Stu93, CL97, Yan97]. Product-Integration [GJ90].
Product-Limit [Stu93, CL97, Yan97]. Products
[Buj94, Has94, Sto94a, Sto94b, SHKT97]. Profile [SW92a, Sta96].
Projected [CKS94a, DG92]. Projection
[CH91, Che91a, Che95f, Hua98, Jon92, Tyl94, MLN99]. Projection-Pursuit
[Che91a]. Projections [HL93, MY93]. projective [MW99a]. Proof
[DGJ97, DS97, Sar98]. Proper [Wij85, Wij93]. Properties [CHP95, Che95f,
DMR90, DG92, GP93a, GZ93, Hal92c, HL90b, HW94, JC90, KG91, Lai94,
MBL91, SW92b, TT90, Was92, Wu90, Yaj91, Zho91, Ami96, Cha96, DS96,
Hua97, KLW97, Kos96, LZ98b, LR97, MLN99, Roc96, SS97, ST96].
Property [CH91, HH94, YZ93, Bei96]. prophet [AGSC98]. Proportional
[BGL95, CH94b, Mur94, Rus95, Wu95a, BB96, Hua96]. proportions [Qin99].
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Pseudo [Hal90]. Pseudo-Likelihood [Hal90]. Pure [Roj92]. Pure-Tail
[Roj92]. Pursuit [Che91a, Jon92].

Quadratic [Fan91a, LM98, WH91, Cas96, EL96b]. Qualitative [Mam91b].
Quality [CH90a]. Quantal [MS93]. Quantile
[BG90a, CH95, EM92, FF91, Muk93a, Roj92, Shi91, Xia95, YZ93, CDS97,
Che95d, EM99, LHMY96, Por97]. Quantiles [Arc95, Cha91, CH93, FK91,
GJ92, Hes90, KS95, Muk92, SW92b, Arc96, Kol97, Sin98, ZP96]. quantizers
[CAGM97]. Quasi [Wef96, CHY99, CM99, MvdG97b]. Quasi-likelihood
[Wef96, CHY99, CM99, MvdG97b]. Queue [Pit94]. queueing [Con99].
Queues [Asm90]. Quickest [Poo98].

Random [Akr94, Asm90, BH92c, BM94, Com92, CGH91, ET91, JK95, KG90,
Lah95, Liu90, LR93, MSW92, Mur94, NT94, Neu93, Per92, Pfa93, PR92,
SZ93b, SW95, Ste90b, SW93c, Stu95, VZ92, Wor95, Yan91, Zam91, Zho91,
AM97a, BFH96, BL97, Csö96, GG99a, GMW96, HY98a, HY98b, HM98,
KS96b, MW98, MGR98, Sal98, Sar98, Ste97, Ste95b, Ste95c, Ste99, vdLM98].
Random-Multiplicative [VZ92]. Randomized
[Gir91, Owe94, Gir98, IR97, Loh96a]. Randomly
[AW93, Jan91, Kim93, KO94]. Range [CM95a, CM95b, Dah95, HL90a,
HH94, KBH93, Rob95a, Rob95b, Seo90, HLP95, Hos97, MS99a, RH97]. Rank
[Alb91, Cuz88, Cuz90, GL91, GJ92, Jan91, KS95, LY91c, MN92, Neu93,
Seo90, Tsi90, Yin93a, And99, HJ99, MOT97, Sen96, Sho96]. Rank-Scores
[KS95]. Ranked [Tho93, Hua97]. Rankings [AC91, VMT95]. rare [SdH99].
Rate
[BG93, CA91, Che95c, EJ90, HP92, KL91, Men94a, Pat93, SW94a, CL97].
Rates [Bur91, Che91b, DL91a, DL91b, DL92, Fan91b, GJ95, Hjo90a, Jon92,
Koo93, MT96, NY97, Ros95, WS95, Bos97, Dre98, EL99, HKT97, Ish96a,
Ish96b, Kar96, WS97, YB99]. Ratio
[AP95b, BG90b, HW94, MS91, MRS92, Owe90, Roj92, SV95, Was92, DJ96,
LHMY96, MS95, MvdV97, Qin99, Rub96, VZ97]. rational [DHI99, HSS96].
Ratios [Wij85, Wij93, WS95, CS97]. RC [RG91]. Reaching [GC93]. Real
[LM90, Wu95a]. receiver [HT96]. recognition [Kle96]. Reconstruction
[O’S95]. record [FH96]. record-value [FH96]. Recovery [Don94, MT95a].
Recurrence [Eat92]. Recursive [RT92a, Ruk94, SM94]. Redescending
[KT91]. reduced [And99]. Reducing [MPB96]. Reduction
[CKW95, RC94, CF99, CLW99, NY97]. redundancy [DHL97]. Reference
[CE90, YB94]. Refined [Dre95]. Region [MK94]. Regions [Ber93, BH93a,
cICM92, HL90c, Owe90, PR94, SWZ98, Zha94, ET98, MZ96, MNS98a].
Regression
[Asm90, BX91, Bar93, BL92, BM94, Ber90, BR91b, Bre91, BTZ93, Bro90a,
Bro90b, BL91, BDHT91, CA91, CKW95, Cas90, cICM92, Cha91, Che91a,
CV92, Chi91b, CKS94b, Cop90, Cox93, CM95b, Cuz88, Cuz90, Cuz92, Dah95,
Dav90, Dav93, Det90, Det93b, Det94, DHS95, Det95, DGKL94, DF93, DS95a,
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DH93, DL91c, Efr90, EKS91, EH92, FG92, Fan93b, FT93, FG94, FR90,
Fri91a, Fri91b, FZ94, GD92, Gir91, Gle90, GL92, GN90, GH91b, GW91, GJ92,
HJ90, Hal92b, HM90, HM91, HM93, HW91, Hei94, Hil90, HC92, HL90c, JV93,
Joh90, Jon92, KE95, KN98, Lah92, LY91b, LY91c, Lai94, LY94, LD95, Lu90,
Mam91a, Mam91b, MY93, MU90, Mil92, Mor90, Muk92, Muk93b, Mul92,
NT94, O’S91, Owe91a, Por85, Por91, PS93, RG97, Rit90c, Rob95b, RT92a].
Regression [RW94, Sas93, Sch93, Sch95, Sch91, Sen96, SWZ98, Sri92,
Ste90a, Sto91b, SL94, Tan93, Tsi90, WC93, Yaj91, Yin93a, Zam92, Zha91,
Zho92, vdG90, And99, BH99, BFH96, Bis98, BL96a, CGWW98, CDS97,
CLW99, CHST99, Dab97, Det96, DM98b, DH98, DM98c, Det99, DHI99,
Efr96, EHSS95, FGK97, Gir98, HLP95, HT97, HS96a, Hsi97, Hsi99, Hua98,
JT99, KMZ98, Kni98, Koc96, Kor96, KPY99, KK96, LW99, Li97, LZ98a,
Loa96a, MvdG97a, MM97, MC96, MNS98b, MS99a, MS99b, Neu95, NY97,
Nob96, Nob99, OR97, Qiu98, RSW97, Rob97, RH97, SZ98, SY98, Stu97,
STZ98, TRYV96, VA99, Wan96a, WvdG96, Yan97, ZL96, ZP96, ZF96].
Regression-type [KN98]. Regressions [BH92c, LM98]. Regressors
[Kne94a]. Regret [Tak92]. Regular [CM98, MW99a, Rit96, Wei95].
Regularization [Gir91]. regularly [AM97a]. Rejoinder
[Bro90b, DBS94b, Fri91b, Sto94a, Tie94b, Bre98, LPS99]. Related
[ACG94, CO90, JS90, KS95, Lin94, Mas94, Hos97, Jia96, MU96].
Relationship [HWG65, HWG95, RT97]. Relationships [BH93a, Zha94].
Relative [Hal91, HO97, RS98]. Relaxed [Oeh92]. Remainder [Dud94].
Remarks [Buj90, NO96]. REML [Jia96, Jia97]. Remote [AB90]. Renewal
[DMR90, GP93b, Phe90]. Renormalization [DL92, Low92b].
Renormalizing [Low93]. Rényi [AGW90]. Repair [HPS92b, DHS97].
repairing [vdL96]. Repeated
[HZ90, HZ92, HRC94, KG91, SW92b, Kus97, Kus98]. replicate [MNS98b].
Replication [KG91, SW92b]. Representation
[Cha91, Che92b, GV91, Hes90, Arc96, Bos98, HS96a, SSK95].
Representations [Hal91, Stu93]. Representing [KG92]. Resampling
[BHW93, Hal91, HM94, LS92a, PR92, PvZ96]. Residual
[KO94, CZ96, Kou96, LW99, MM97]. Residuals [Bai94, Lin98, Mam96].
Resistant [Jac94, Kle96]. Respect [Xia95]. Response
[Jun93, MS93, MSY94, Ros93, SM90, Sto91a]. Response-Adaptive [Ros93].
Restricted [CS93b, CKS94a, HS95, MS91, RG91, CS96, MS95].
Restrictions [CD91, HP94, NF91, Pol98, PH96]. Results
[BB93, CW91, Che92a, Che95e, Lel93, Shi91, Ste95a, Vel92, BS99].
Retinopathy [WWG+95]. Reverse [HH94]. Revisited
[Gen92, Owe94, Str90, WMC98]. Reweighted [HP92, Lop99]. Riccati
[DS97]. Ridge [Gir91]. Riemannian [Hen90, LK93]. Right
[FZ94, LY91c, LvE93, MBL91, BM97, MW99b, vdLM98]. Right-Censored
[LY91c, vdLM98]. Rigid [CK95]. Risk
[BG90c, BL91, DLM90, Efr95, FG94, GK94, GN90, Low93, Mar83, Mar86,
Mar91b, Tak94, BL96b, DS97, HO97, SA96, SV98]. Rissanen [HG90]. Ritov
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[Bei96, EL96a]. Robbins [Liu97]. Roberts [SW93b, SW94b]. Robust
[BB98, BZ96, BF90, DS91, Dav93, DL90, Eri96, GP95, HS92, Hug96, Kim92,
Ko92, KS99c, KM92, MY93, MZ93a, MZ93b, MC96, SM94, She95, Zam92,
Adr98, MM99, Mül98, Sta96]. robustify [CAGM97]. Robustness
[BD95, Bos94, Lin94, LS92a, Roc96]. Root
[Aba93, CT95, JMP91, KP90a, Muk92, Wu95b]. roots [BRF97]. Rosenblatt
[GH91a]. Rousseeuw [Dav92]. rows [MU96]. Rubin [CL96a]. Rule
[KZ95, Ruk94, Sam92]. Rules [Hal93, Mar92, HKP98, Maj96b]. Run
[BH90b, Cos93, Jac94, Yak95, GP97, Muk99, Yak98]. runs [HP99].

Saddlepoint [JR94, RS98]. same [HP92]. Sample [Alb91, BR91a, BR91b,
HS95, HL90b, JK95, Kan92, KG92, KG91, LY91b, LvE93, MBL91, Neu93,
PR94, Qin93, SW92b, Shi91, Sto90, TC85, TC90, Tyl94, VZ92, Wu95a, Xia95,
XY95, Yin93a, Con99, DM98a, GW99, Hsi96, MPB96, Rob97, RT97, Rub96].
Sampled [BGL95]. Sampler [Yu93, Ami96, GMW96]. samplers [GMW98].
Samples [KG91, BC98, Hua97]. Sampling [APRY93, BLEL94, BC92,
BR91b, BNW92, BG93, Dos94a, GL92, Lo93b, Loh90, Owe94, Ros95, SW94b,
Yeh94, Yin93b, Che98, DS98, DHL97, Kol99, KLW97, Liu97, Loh96a, Loh96b,
NW97, Sho96, Ste95b, Ste99, Wal97b, Yak96a, vdV96]. saturated [MW95].
Scale [GK94, MZ93a, SW95, Vel92, Dav98, Hsi96, Ish96a]. Scaling
[BLRS94]. Scanning [Khm93]. Scatter [KT91, Tyl94, KT96a, Lop99].
Scheme [GP94, GP95, PR92, Yin93b, Liu97, WM97, vdV96]. schemes
[Che98, GP97, Ish98]. Score [CH91, SC91, VMT95, DS99b]. Scores
[GJ92, KS95, Seo90, GKL98, GKL99, HJ99, Sen96]. Scoring [KDK90].
Scrambled [Owe97]. Search [Che92a, FZS96, STS96]. Searching [STS96].
Second [Alb91, BPR99, GK94, GSM94, GK96, Mar83, Mar86, Mar91b,
Myk95b, Ste90b, KS96a, LL97b]. Second-Order
[GK94, GSM94, Ste90b, BPR99, GK96, LL97b]. seemingly [KK96].
Segments [KDK90]. Selected [ND94, Vel92]. Selection
[Chi91a, EH92, FM92, GD92, Jin92, Zha91, Zha93, BB98, Bre96, Loa99, LN99].
Selector [JMP91, Che97]. Selectors [Chi91b, CM91, LMS97]. Self
[Cha90b, GZ93, TLF95, TC85, TC90, MR96]. Self-Consistency
[TC85, TC90]. Self-Consistent [Cha90b, GZ93, TLF95, MR96]. Semi
[DW93]. Semi-Bayesian [DW93]. Semiparametric
[BZ97, CKW95, Che95b, Cuz92, HM90, HSS97a, LY95b, Mag93, MZ95,
MvdV97, RB90, Rob94b, Rob95a, Roe92, She95, CHS96, HKT97, HT96,
Ish96b, Ish98, Ish99, LHC99, NLB98, Van96]. Sense [DG90]. Sensitive
[Mar91a, MS83, MS92]. sensitivity [GW95b, Gus96]. Sequence
[AGW90, Hsi93, Neu94, Rit96]. Sequences
[BS91a, BS91b, Buh94, Dev94, KDK90, CBL99, Hes96]. Sequential
[Bai94, BBW94, BB93, BG92, CH90b, Efr95, GP94, GL91, HWG65, HWG95,
HL90c, Lee96, Mar83, Mar86, Mar91b, OAT91, PS91, Sie93, SV95, SBH91,
Sri92, Tak92, WH90, XM95, Bet96, FZS96, Gre96, HM98, Kou96, Lin98,
Liu96, Liu97]. Serial [HMM92, TM93]. Series
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[Bel84, Bel91, CL91, Deg90, GH94, KM90, MT95b, MZ94, NF91, Rob94b,
Rob95b, Tra93, TS92b, Büh98, DW96a, DJ96, Dah97, DKW97, GT99,
KMZ98, Kou96, KS99a, LW99, LL98, MYG96, MS99a, RH97, TRYV96]. Set
[CD91, Hua97]. Sets [Che95e, Das91, DGZ95, Ell95, FH91, MT95a, Nau92,
SW93a, Wor95, And96, BD98, Cho98, Düm98, Huw96, TB97, Tsy97, ZP96].
setting [Efr96]. Several [DKR91, JV93, DM98b]. Shape
[GM93, HS95, KE95, LK93, PM95, CW99, Roc96]. Shape-Restricted
[HS95]. sharp [Efr98, Rai98, Tsy98]. Shift [SW93b, Maj96b]. Shiryayev
[SW93b, SW94b]. short [HLP95]. short- [HLP95]. Shrinkage
[ES96, Geo91, Sun96, BC98, DJ98, Gou96, Wan96b]. sibships [DS99b]. Side
[AB90]. Sided [BG92, Fin94, Kur93, LB95, CS98]. Sieve
[Büh98, SW94a, WS95]. sieves [Jia97, She97]. sign [MOT97, Xu97].
sign-invariant [Xu97]. Signal [Bel84, Bel91, RS95, SW95]. Signed [Seo90].
silhouette [Pol98]. Simes [Sar98]. Similar [Kne94a]. Simple
[BBW94, BTZ93, JMP91, Jon92, Cas96]. Simplices [Liu90]. Simulation
[KL95, ADS96]. simulations [Nak97]. Simultaneous
[Cho91, Efr98, HM91, JJ90, SL94, Xu97]. Single [HHI93, HSS97a, Hug96].
Single-Index [HHI93]. Singular [Ell95, LB93, Uhl94, DGJ97].
Singularities [Ell91]. Size [cICM92, FZS96]. size-dependent [FZS96].
Skewness [AM97b, BH92a]. Skorokhod [ES96]. Sliced [HC92, ZF96].
Slicing [DL91c]. Slope [HRC94, BFH96]. Small [DG91, RS98]. Smallest
[DBS94a, DBS94b, Flu94]. Smirnov
[MS92, CC94, Cab96, CC97, IL90, MS83, YP92]. Smooth
[KL95, Mac95, Mam91a, MT95a, MT99, Peñ98, GG99b, HR98, IKL97,
MS99b, Owe97, TK97]. Smoothed [CH93, CH95, Dab97, EL95, RC94, Sil96].
Smoothers [FG92, Fan93b, Kne94b, Nyc95, Koc96]. Smoothing
[Dev94, Far92, GQ93, Hal93, HHI93, Jin92, Nyc90, Oeh92, Ste93, SL94,
WWG+95, Büh98, DL96, DL97, Luo98, Por97, Wal97a]. Smoothness
[Mam91b, Bir97, BZ98, LMS97]. Sobolev [GN90, Tsy98]. Solution [Mac95].
Some
[And96, AG91, BNO96, BS99, CH94b, CW91, Che92a, CB91, Che95f, Chi91b,
Dat92, Dum91, ES93, JJ90, KS94, Lav92, Mas94, Mat93, NO96, Ros91, Sar98,
Sas93, SS97, Shi91, Ste95a, SCW97, Yan92, Zho91, KL92, Kou96, Ric95].
Space [CK95, HW94, Jon92, PS95, CP98, JP99, Niu98, Wal97b]. space-time
[Niu98]. spaced [HT97]. Spaces [JK95, LK93, WS91]. spacing [Swa99].
Spacings [Kan92]. Sparse [DS95b, Joh94, SQ96]. Spatial
[MGR98, Yin93b, BG97, BRF97, LMS97, MOT97, vdV96]. Special
[Szk92, Res97]. specially [ET96]. Species [Lo92]. specified [DW96b, GP97].
spectra [NvS97]. Spectral [And93, FH92, Ioa94, MP92, PR92]. Speed
[GG99a, JS90]. Sphere [CK95, HK96]. Spheres [LS92b]. Spherical
[Bar91, BS91c, Nai90]. Spherically [FW95, GKL98, GKL99]. Spline
[Che91b, GQ93, Mes91, Nyc90, Ste93, Sto90, TA91, Luo98, WWG+95].
Splines [BX91, Bre91, BDHT91, Buj94, Fri91a, Fri91b, GH91b, GW91,
Has94, Nyc95, O’S91, Oeh92, Owe91a, Sch91, SWZ98, Sto91b, Sto94a, Sto94b,
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MvdG97a, Por97, SHKT97]. split [BS99, KLW97]. split-plot [BS99].
Square [AA90, IL90, Kim93, LD93, CF99, EL96a]. Squared
[DB90, HP95, MW92, Mar92, Nyc90, Wu95b]. Squares
[BP91, Buj90, Cha93, CS93a, Csi91, Lai94, O’S95, Pat93, Pos92, RW94,
Wei92, vE92, Gou96, KK96, Wan96a, WvdG96]. stability [SY98].
stabilization [Bre96]. Stabilized [Chi91b]. stable [KM96]. Stacy [WM97].
Stage [Alb91]. staggered [BGY97]. Stahel [GH97a]. Standard [BD95].
Standardized [Che90a, HS96b]. Start [HG95]. State [CP98, JP99, Nak97].
Stationarity [MT95b, Mil92]. Stationary
[Buh94, Din95, Gas93, Hes90, HT82, HT93, Hsi93, NNR94, Pit94, SF94,
SW95, Yaj91, DCG99, GK96, MPZ98, MYG96]. Statist [Ano95, Kus98].
Statistic [BG90b, Hel91, SV95, Rub96]. Statistical
[BRR91, CMS93, DM92, DL93, DL95, Don94, DKR91, Eat92, FR92, FZ99,
KDK90, KG92, Koo93, Lav92, Lav94, Nai90, OC95, Sha93, AGSC98, Hos97].
Statistics [AG92, BG93, Cha92, DCLP90, GH94, GL91, HJ93, IL90, LK93,
MN92, ND94, Ros91, Ruk90, Seo90, Sha94, Ste95a, Stu94, Tyl94, Xia94,
BGvZ97, DJ96, FR98, HS96b, Hös96, LPS99, Mat96, PvZ98, Sho96, ZBCL97].
Stay [Sam92]. Stay-with-a-Winner [Sam92]. steady [Nak97].
steady-state [Nak97]. Stein [BS91c, SS94, Szk92]. Step
[MP90, FR98, SY98]. Step-Down [MP90, FR98]. step-up [FR98]. Steps
[Wij85, Wij93]. Stepwise [Fin99]. Stochastic
[BC92, DKR91, Hey92, Kon92, Lai94, Ste90d, Swe92, TA91, Yin90, CS96,
DLM99, ES96, Kle96, LW99, Niu98]. Stochastically [GP95]. Stopped
[AW93]. Stopping [Mar92, FZS96]. Stratification [FZ94]. Stratified
[KG91]. Strong
[CCL95, CHY99, DGKL94, Neu98, SW93c, CL97, HY98b, Hes96]. structural
[GW98, Huw96]. Structure [LK93, PS95, Ste90b, DW96b, Yak98].
structured [MC96]. structures [BS98]. Student [GC92]. Studentised
[HL90a]. Studentized [CS93b, Hel91]. Study
[Asm90, O’S95, TC85, TC90, VZ92, WWG+95, Yin93a, Jam97]. Sturdy
[Mar91a]. Subject [HP94, NF91, SM90, DE98]. Subjective [BR90].
Submartingale [HH94]. Submodels [KZ92]. Subproblems [Fan93a].
Subsamples [PR94]. Substitution [Dos94a, PvZ96]. Successive [Dos94a].
Sufficiency [HWG65, HWG95, Lar90, MS93, BNO96, NO96]. Sufficient
[Lar90, Ste95a, MW98]. sufficiently [Ste97]. sufficientness [MW99b]. Sums
[BH90b, Lah95]. sup [Tsy98]. sup-norm [Tsy98]. Superefficiency
[BLZ97, BH98]. Superkernels [Dev92]. Support [PT91, CF97]. Suprema
[Zam91]. Sure [GV91, Stu93]. Surface [MSY94]. surfaces [Qiu98].
Surveillance [GP95, GP97, Yak98]. Survey [FF91, GJ90, Sha94]. Survival
[Cha90b, GJ90, JC90, Mag93, MNS95, Zho92, ZK90, LHMY96, LK99, NLB98,
PH96, WG96]. Symmetric [ET91, Eat92, FW95, KW96, Mas94, Sri92,
WK92, And96, BGvZ97, CL96a, PvZ98, Swa99]. Symmetry
[AM98, AG91, Bar91, BS91c, Pin94]. Synchronizing [GW99]. Synthetic
[Zho92]. system [GG99a]. Systems [Li95, DHL97, GG96a].
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Tables [DS95b, RG91, HJ96b, LL97a, SQ96, Str99]. Tail
[Hsi91, Lah95, MS83, MS92, Roj92, SF94, VMT95, vZ91, FH99, HW97a,
Res97, RS98, VA99]. Tailed [Muk93b, SM94, DM98a]. Tails [Loc91, AM97a].
tangent [Eri96]. Target [CF99, HF92]. Techniques [EL92]. teletraffic
[Res97]. tends [SY99]. Tensor [Buj94, Has94, Sto94a, Sto94b, SHKT97].
Terms [EJ90, TW96]. Terry [SY99]. Test [AP95b, BH90a, BBW94, GH91a,
HMM92, HL90a, Kur93, Maj92, MS83, MS92, MNS95, MS91, MZ95, NT94,
Pin94, BHM97, Det99, DS99b, FR98, Fin99, HP99, HJ96b, MS95]. Testing
[Bar91, Bar93, BBW94, BM92, BN91, Cha90a, CKS94b, DCG99, DHY95,
DP94, EL92, EH92, EHSS95, GL91, HKL92, Hor93, HCR+92, Kre90, MT95b,
MS91, Mil92, RG91, Ruk94, SW95, SM90, SW99, CH99, CS96, Fal95, MN98,
MS95, Min97, Mül98, Spo96, VW98]. Tests
[Alb91, AA90, And93, AG91, BL92, BG92, CC94, CL92, Che95a, CS93b,
CKS94a, CAMRRdB99, DB90, FM93, Fer95, Fin94, Hjo90a, HL90b, HW94,
Jan91, JC90, KL95, Kim93, Kon92, LD93, LB95, MRS92, Neu93, SC91, TM93,
Tsi90, Cab96, CC97, CHS96, CS98, DN98, Düm98, GKL98, GKL99, HJ99, IL96,
IKL97, Kar96, LL97a, LK99, MNS98b, MOT97, Peñ98, SZ98, Sho96, VZ97].
Their [Cha91, Che91b, Fan93b, Sto94b, Buj94, Düm98, Efr98, HM94, Has94,
Sto94a, SHKT97, TW96]. Theorem
[BRR91, Det93a, HT82, HT93, JJ90, Mas94, Stu95, Szk92, Bis98, DS97,
Fre99, GEGM99, HS96b, Loh96a, Rub96, ZBCL97, WK90]. Theorems
[CGH91, EW95, HJ95]. Theoretic [Rit90b, YB99]. Theoretical
[Lah99, BS99]. Theory [BR91b, CC99, DMR90, GL92, GM93, GP93b, GQ93,
Hal90, HI90, HC92, LY91b, Mur95, NT94, OAT91, BH98, BGY97, DM98b,
Hos97, Myk99, Par98, PH96, Sin98]. Three [Sie93, Bet96, HSS97b].
Threshold [Cha90a, Cha93, HKP98]. thresholding
[Cai99, DJKP96, NvS97]. Tied [VMT95]. Time
[Bel84, Bel91, CH90b, CL91, Deg90, GH94, GL91, HF92, JK95, MT95b,
MZ94, MNS95, NF91, Pit94, Rob94b, Rob95b, RH97, TM93, Tra93, TS92b,
ZK90, Bos97, Büh98, Con99, DW96a, DJ96, Dah97, DKW97, GT99, KMZ98,
Kou96, KS99a, LW99, LL98, MYG96, MS99a, Niu98, TRYV96, WG97].
Time-Dependent [ZK90]. Time-Sequential [CH90b, GL91]. time-series
[DKW97]. Times [HF92]. Tolerance [MNS98a]. Tomography
[CH94a, JS90, O’S95]. Tools [KG92]. topics [Jia96]. Topological [DP94].
Tossing [AGW90]. Total [DG90, Mee92]. Tradeoffs [Low95]. Training
[Jon92]. Transfer [VA99]. transform [KS96a]. Transformation
[HR95, Mas94, Szk92, DGJ97, McC96, YD97]. Transformations
[Bur91, Cab96, CL92, Che95a, Kon91, RC94]. Transformed [CC97, JR94].
Transforms [Gol91]. Transitivity [Gre93]. Treatment
[MBL91, Ros93, Maj96a]. treatment-control [Maj96a]. Treatments
[Maj92, Sie93, Bet96]. Tree [Lav92, Lav94]. Trees [MSW92, Hug96]. Trend
[CM93, Cos93, Jac94, LD91, Mil92, FH96]. Trend-Free
[CM93, Cos93, LD91]. Trial [Sie93, Bet96]. Trials [GL91, WS97].
Triangular [PR92]. Trimmed [CAGM97, Kim92, GEGM99]. trimming
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[KM97]. Triple [Loh90]. Truncated
[CCL95, LY91a, LY91c, LY94, Stu93, Fal98]. Truncation
[KG90, HY98a, HY98b]. Tube [NW92]. Tube-Like [NW92]. Tubes
[JJ90, SZ93b, EM99, NW97]. Tubular [Nai90]. Two
[Alb91, BB93, BG92, Cha94, CB91, CMT98, CM91, Fin94, HK91, HZ90,
HZ92, HL90b, Kur93, Loh91b, MBL91, MU91, Neu93, Sun94, Wu95a, AM97b,
BB96, DT98, HJ96b, Hsi96, MPB96, RT97, Sun96]. Two-Armed [Cha94].
Two-Associate-Class [CB91]. Two-Dimensional [MU91]. Two-level
[CMT98]. Two-Parameter [BB93, Sun94, BB96]. Two-Period
[HZ90, HZ92]. Two-Sample [MBL91, Neu93, Wu95a, Hsi96, MPB96].
Two-Sided [BG92, Fin94]. Two-Stage [Alb91]. two-way
[DT98, HJ96b, Sun96]. Tyler [GH97a]. Type
[CC94, Cha92, Che91a, CL91, Hes90, Ioa94, Koy90, LvE93, Myk94, Seo90,
WC93, XY95, Yin92, HP96, KN98, MM97, Yeh94].

Uhlig [DGJ97]. UMVU [YG95]. Unbalanced [FH91, BZ96]. Unbiased
[CKS94b, LB93, BHM97]. Unbiasedness [BM92]. Unbounded [AP95a].
Unfathomable [Che90b]. Unidimensional [Jun93, JE97]. Unified
[BBW94, Kub94, Mas94]. Uniform [CCL95, Che95d, DF90, DKR91, Hal91,
HJ95, Ish96b, Ste90b, Tan93, CL97, Har96, HJ96b]. uniformity
[IL96, SW99]. Uniformly [LB95, CHS96, Dav98]. unimodal [Bir97].
Unique [Che92b]. Unit [Aba93, CT95, BRF97]. Univariate [AG91].
Universal [Csö96, DGKL94, DL97]. Universally [Stu94, UM97, DL96].
Unknown [BP91, Cuz92, HKL92, Low92a, PS91, Rit90a, SW95, TM93].
unrelated [KK96]. Unstable [BMM+91, CT95, LL98]. Upper
[Low93, WK92, KK96]. urn [Ish98, WM97]. Use
[Buj94, Has94, Sto94a, Sto94b, MNS98a, ZP96]. Used [ES93]. Usefulness
[Dev92]. Using [Cha92, DBS94a, DBS94b, ET96, Flu94, FZ94, GC93, Hen90,
Hsi91, LD95, Loh90, Mar92, Pos92, SZ93a, SV95, Ste90c, Ste90b, Tsi90,
Wor95, YB94, DCG99, Dat92, DH93, DS99b, HKP98, HR98, KP96, Loa96a,
LN99, Niu98, Nob96, Spo96, Ste95c, VW98]. Utilizing [Maj92].

vaccine [WS97]. Validation [DM98c, Pat93, Ste90d, Zha93, vE92, Gir98].
Validity [HB91, NNR94]. Value
[HF92, Low92a, PS91, Dre95, Dre98, Fal95, FH96]. Valued [SF94]. Values
[BD93, DHY95, HMM92, Mar91a, Men94b, WC93]. Variable [BW99, FG92,
GD92, Hal92c, HHM95, Kan92, TS92a, Yeh94, Zha91, JE97, LMS97].
Variable-Selection [GD92]. Variables
[BH93a, Bur91, CV92, FT93, JR94, Lah95, Myk92, PR92, ST92, Zho91,
AM97a, BM97, Cha96, Huw96, LHC99, MW98, Sal98, Sar98]. Variance
[CD91, Fel91, FH91, GC91, Hes90, KZ92, LM90, Low95, MGKA95, MZ95,
Nyc90, Owe94, Ros95, Sho90, WH91, DT98, Det99, GT99, Has99, Hug96,
KT96b, KS99b, Owe97, Stu96]. Variates [Buj90]. Variation
[DG90, Dud94, MM99, Wei95]. Variational [Haf91, Mac95]. Varietal



REFERENCES 30

[LD91]. varying [AM97a, FZ99]. Vector [JM92, Joh94, Pos92]. Vectors
[JV93]. Version [KL95, AGSC98, DLM99]. Versions [Gir91]. Versus
[HM93, HS93, Lin94, Pfa93, HSS97a, MS99b, SW99]. vertical [Eri96]. Via
[Dos94a, EH92, Eva91, KZ92, TC85, Zha93, Bro98, CW99, DJ98, DHL97,
DE98, EM99, Fal95, HM98, Ish98, Liu96, Lo92, MW99b, NW92, ST92, Spo98,
TC90, Wan96b]. View [GJ90, HI90, Mas94]. Vincentization [Gen92]. vol
[Ano95]. Volume [Ano95, Das91, Dav92, JJ90, SZ93b, HJ96b]. Volumes
[Nai90]. voting [BFLS98].

Waiting [Pit94]. Wald [Fre99, Jia97, SHKT97]. Walk [NT94]. Walks
[Asm90]. warping [WG97]. Wasserstein [CAMRRdB99]. Wavelet
[BC98, HP95, NvS97, Cai99, DJKP96, DJ98, HMT96, HT97, HKP98, PV99,
Wan96b]. Wavelet-Based [HP95]. wavelets [KP96, Spo96]. way
[DT98, HJ96b, Sun96]. Weak
[Bai94, Cha90b, GL91, KO94, Lin98, MP92, CH96, CL97, MLN99, MW98].
Weakly [Hsi93, KP90b, Kit97, Neu98]. Wedgelets [Don99]. Weibull
[EM90, Ish96b]. Weighted [BH90b, CS93a, Che98, Det93b, Hei94, KO94,
Lo93b, RW94, vZ91, DHI99, Jam97]. Weighting [JV93]. Weights
[PT91, TK97]. Weiss [CG91]. Wellner [CY96]. Which
[Bro90a, BLEL94, BM97, Ber90, BR96, Bro90b, Cas90, Cop90, Efr90, FR90,
Gle90, Hil90, Joh90, Lu90, Mor90, Ste90a, Yak98]. White
[KL92, Low92b, Low93, RS95, BL96a, Nis99, Nus96, Zha97]. Whittle [GT99].
Wicksell [GL98, GJ95]. Wielandt [ET91]. Wild [CA91, Mam93]. Window
[HHM95, Spo98]. Winner [Sam92]. Winsorizing [Sho96]. Wisconsin
[WWG+95]. Wishart [CL96a, LM98, Uhl94]. without [Bir97]. Worst
[Fos91].

Yatracos [DL97]. Yeh [CM93]. yields [Gou96].

Zero [KL91]. Zero-Crossing [KL91]. Zonoid [KM97].
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models for description of conditional independence structures.
Annals of Statistics, 26(4):1434–1495, August 1998. CODEN



REFERENCES 52

ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1024691250.

Bingham:1999:STR

[BS99] D. R. Bingham and R. R. Sitter. Some theoretical re-
sults for fractional factorial split-plot designs. Annals of
Statistics, 27(4):1240–1255, August 1999. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http://
projecteuclid.org/euclid.aos/1017938924.

Birkes:1999:BOD

[BSV99] David S. Birkes, Justus F. Seely, and Dawn M. Vanleeuwen.
Balance and orthogonality in designs for mixed classifica-
tion models. Annals of Statistics, 27(6):1927–1947, December
1999. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-8966
(electronic). URL http://projecteuclid.org/euclid.aos/
1017939245.

Barron:1999:CPD

[BSW99] Andrew Barron, Mark J. Schervish, and Larry Wasserman. The
consistency of posterior distributions in nonparametric prob-
lems. Annals of Statistics, 27(2):536–561, April 1999. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1018031206.

Breiman:1993:SEP

[BTZ93] Leo Breiman, Yacov Tsur, and Amos Zemel. On a simple es-
timation procedure for censored regression models with known
error distributions. Annals of Statistics, 21(4):1711–1720, De-
cember 1993. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-
8966 (electronic). URL http://projecteuclid.org/euclid.
aos/1176349394.

Buhlmann:1994:BBE

[Buh94] Peter Buhlmann. Blockwise bootstrapped empirical process
for stationary sequences. Annals of Statistics, 22(2):995–1012,
June 1994. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-
8966 (electronic). URL http://projecteuclid.org/euclid.
aos/1176325508.

Buhlmann:1998:SBS
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[Grü96a] Rudolf Grübel. Orthogonalization of multivariate location es-
timators: the orthomedian. Annals of Statistics, 24(4):1457–
1473, August 1996. CODEN ASTSC7. ISSN 0090-5364 (print),
2168-8966 (electronic). URL http://projecteuclid.org/
euclid.aos/1032298277.

Gruet:1996:NCA

[Gru96b] Marie-Anne Gruet. A nonparametric calibration analysis. An-
nals of Statistics, 24(4):1474–1492, August 1996. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1032298278.

Ghosh:1994:SOP

[GSM94] Jayanta K. Ghosh, Pranab K. Sen, and Rahul Mukerjee.
Second-order Pitman closeness and Pitman admissibility. An-
nals of Statistics, 22(3):1133–1141, September 1994. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1176325621.

Giraitis:1999:WEF

[GT99] Liudas Giraitis and Murad S. Taqqu. Whittle estimator for
finite-variance non-Gaussian time series with long memory.
Annals of Statistics, 27(1):178–203, February 1999. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1018031107.

Gustafson:1996:LSP

[Gus96] Paul Gustafson. Local sensitivity of posterior expectations.
Annals of Statistics, 24(1):174–195, February 1996. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1033066205.

Gijbels:1991:ASA

[GV91] Irene Gijbels and Noel Veraverbeke. Almost sure asymptotic
representation for a class of functionals of the Kaplan–Meier



REFERENCES 111

estimator. Annals of Statistics, 19(3):1457–1470, September
1991. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-8966
(electronic). URL http://projecteuclid.org/euclid.aos/
1176348256.

Gu:1991:DMA

[GW91] Chong Gu and Grace Wahba. Discussion: Multivariate adap-
tive regression splines. Annals of Statistics, 19(1):115–123,
March 1991. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-
8966 (electronic). URL http://projecteuclid.org/euclid.
aos/1176347972.

Gittins:1992:LCD

[GW92] John Gittins and You-Gan Wang. The learning component of
dynamic allocation indices. Annals of Statistics, 20(3):1625–
1636, September 1992. CODEN ASTSC7. ISSN 0090-5364
(print), 2168-8966 (electronic). URL http://projecteuclid.
org/euclid.aos/1176348788.

Greenwood:1995:EEE

[GW95a] P. E. Greenwood and W. Wefelmeyer. Efficiency of empiri-
cal estimators for Markov chains. Annals of Statistics, 23(1):
132–143, February 1995. CODEN ASTSC7. ISSN 0090-5364
(print), 2168-8966 (electronic). URL http://projecteuclid.
org/euclid.aos/1176324459.

Gustafson:1995:LSD

[GW95b] Paul Gustafson and Larry Wasserman. Local sensitivity di-
agnostics for Bayesian inference. Annals of Statistics, 23(6):
2153–2167, December 1995. CODEN ASTSC7. ISSN 0090-5364
(print), 2168-8966 (electronic). URL http://projecteuclid.
org/euclid.aos/1034713652.

Gasser:1998:ABC

[GW98] Theo Gasser and Kongming Wang. Asymptotic and bootstrap
confidence bounds for the structural average of curves. An-
nals of Statistics, 26(3):972–991, June 1998. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http://
projecteuclid.org/euclid.aos/1024691084.

Gasser:1999:SSC

[GW99] Theo Gasser and Kongming Wang. Synchronizing sample
curves nonparametrically. Annals of Statistics, 27(2):439–460,



REFERENCES 112

April 1999. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-
8966 (electronic). URL http://projecteuclid.org/euclid.
aos/1018031202.

Gu:1993:APS

[GZ93] M. G. Gu and C.-H. Zhang. Asymptotic properties of self-
consistent estimators based on doubly censored data. Annals
of Statistics, 21(2):611–624, June 1993. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http:
//projecteuclid.org/euclid.aos/1176349140.

Haff:1991:VFC

[Haf91] L. R. Haff. The variational form of certain Bayes estimators.
Annals of Statistics, 19(3):1163–1190, September 1991. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1176348244.

Hall:1990:PLT

[Hal90] Peter Hall. Pseudo-likelihood theory for empirical likelihood.
Annals of Statistics, 18(1):121–140, March 1990. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1176347495.

Hall:1991:BRU

[Hal91] Peter Hall. Bahadur representations for uniform resampling
and importance resampling, with applications to asymptotic
relative efficiency. Annals of Statistics, 19(2):1062–1072, June
1991. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-8966
(electronic). URL http://projecteuclid.org/euclid.aos/
1176348138.

Hall:1992:EBE

[Hal92a] Peter Hall. Effect of bias estimation on coverage accuracy of
bootstrap confidence intervals for a probability density. An-
nals of Statistics, 20(2):675–694, June 1992. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http://
projecteuclid.org/euclid.aos/1176348651.

Hall:1992:BCI

[Hal92b] Peter Hall. On bootstrap confidence intervals in nonparametric
regression. Annals of Statistics, 20(2):695–711, June 1992. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1176348652.



REFERENCES 113

Hall:1992:GPV

[Hal92c] Peter Hall. On global properties of variable bandwidth density
estimators. Annals of Statistics, 20(2):762–778, June 1992. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1176348655.

Hall:1993:PRL

[Hal93] Peter Hall. On plug-in rules for local smoothing of density es-
timators. Annals of Statistics, 21(2):694–710, June 1993. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1176349145.

Hartigan:1994:LEC

[Har94] J. A. Hartigan. Linear estimators in change point problems. An-
nals of Statistics, 22(2):824–834, June 1994. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http://
projecteuclid.org/euclid.aos/1176325497.

Hartigan:1996:LUP

[Har96] J. A. Hartigan. Locally uniform prior distributions. Annals
of Statistics, 24(1):160–173, February 1996. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http://
projecteuclid.org/euclid.aos/1033066204.

Hartigan:1998:MLP

[Har98] J. A. Hartigan. The maximum likelihood prior. Annals of
Statistics, 26(6):2083–2103, December 1998. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http://
projecteuclid.org/euclid.aos/1024691462.

Hastie:1994:DUP

[Has94] Trevor Hastie. Discussion: The use of polynomial splines
and their tensor products in multivariate function estimation.
Annals of Statistics, 22(1):177–179, March 1994. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1176325363.

Hassairi:1999:GVE

[Has99] Abdelhamid Hassairi. Generalized variance and exponen-
tial families. Annals of Statistics, 27(1):374–385, February
1999. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-8966



REFERENCES 114

(electronic). URL http://projecteuclid.org/euclid.aos/
1018031116.

Hwang:1991:ECU

[HB91] Jiunn T. Hwang and Lawrence D. Brown. Estimated confi-
dence under the validity constraint. Annals of Statistics, 19(4):
1964–1977, December 1991. CODEN ASTSC7. ISSN 0090-5364
(print), 2168-8966 (electronic). URL http://projecteuclid.
org/euclid.aos/1176348381.

Hastie:1995:PDA

[HBT95] Trevor Hastie, Andreas Buja, and Robert Tibshirani. Penal-
ized discriminant analysis. Annals of Statistics, 23(1):73–102,
February 1995. CODEN ASTSC7. ISSN 0090-5364 (print),
2168-8966 (electronic). URL http://projecteuclid.org/
euclid.aos/1176324456.

Hsing:1992:ATS

[HC92] Tailen Hsing and Raymond J. Carroll. An asymptotic theory for
sliced inverse regression. Annals of Statistics, 20(2):1040–1061,
June 1992. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-
8966 (electronic). URL http://projecteuclid.org/euclid.
aos/1176348669.

Hwang:1992:EAT

[HCR+92] Jiunn Tzon Hwang, George Casella, Christian Robert, Mar-
tin T. Wells, and Roger H. Farrell. Estimation of accuracy in
testing. Annals of Statistics, 20(1):490–509, March 1992. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1176348534.

Heiligers:1994:ODW

[Hei94] Berthold Heiligers. E-optimal designs in weighted polynomial
regression. Annals of Statistics, 22(2):917–929, June 1994. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1176325503.

Helmers:1991:EEB

[Hel91] R. Helmers. On the Edgeworth expansion and the bootstrap ap-
proximation for a studentized U -statistic. Annals of Statistics,
19(1):470–484, March 1991. CODEN ASTSC7. ISSN 0090-5364
(print), 2168-8966 (electronic). URL http://projecteuclid.
org/euclid.aos/1176347994.



REFERENCES 115

Hendriks:1990:NEP

[Hen90] Harrie Hendriks. Nonparametric estimation of a probabil-
ity density on a Riemannian manifold using Fourier expan-
sions. Annals of Statistics, 18(2):832–849, June 1990. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1176347628.

Hengartner:1997:ADP

[Hen97] Nicolas W. Hengartner. Adaptive demixing in Poisson mixture
models. Annals of Statistics, 25(3):917–928, June 1997. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1069362730.

Hesse:1990:BTR

[Hes90] C. H. Hesse. A Bahadur-type representation for empirical quan-
tiles of a large class of stationary, possibly infinite-variance, lin-
ear processes. Annals of Statistics, 18(3):1188–1202, September
1990. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-8966
(electronic). URL http://projecteuclid.org/euclid.aos/
1176347746.

Hess:1996:ECS

[Hes96] Christian Hess. Epi-convergence of sequences of normal inte-
grands and strong consistency of the maximum likelihood esti-
mator. Annals of Statistics, 24(3):1298–1315, June 1996. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1032526970.

Heyde:1992:BAC

[Hey92] C. C. Heyde. On best asymptotic confidence intervals for pa-
rameters of stochastic processes. Annals of Statistics, 20(1):
603–607, March 1992. CODEN ASTSC7. ISSN 0090-5364
(print), 2168-8966 (electronic). URL http://projecteuclid.
org/euclid.aos/1176348545.

Hjort:1992:LTN

[HF92] Nils Lid Hjort and Grete Fenstad. On the last time and the
number of times an estimator is more than ε from its target
value. Annals of Statistics, 20(1):469–489, March 1992. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1176348533.



REFERENCES 116

Hall:1994:NEC

[HFH94] Peter Hall, Nicholas I. Fisher, and Branka Hoffmann. On the
nonparametric estimation of covariance functions. Annals of
Statistics, 22(4):2115–2134, December 1994. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http://
projecteuclid.org/euclid.aos/1176325774.

Huang:1990:ENA

[HG90] Dawei Huang and Lei Guo. Estimation of nonstationary AR-
MAX models based on the Hannan–Rissanen method. An-
nals of Statistics, 18(4):1729–1756, December 1990. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1176347875.

Hjort:1995:NDE

[HG95] Nils Lid Hjort and Ingrid K. Glad. Nonparametric density
estimation with a parametric start. Annals of Statistics, 23
(3):882–904, June 1995. CODEN ASTSC7. ISSN 0090-5364
(print), 2168-8966 (electronic). URL http://projecteuclid.
org/euclid.aos/1176324627.

Huang:1994:RSP

[HH94] J. S. Huang and W. J. Huang. A reverse submartingale prop-
erty of the range. Annals of Statistics, 22(1):474–477, March
1994. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-8966
(electronic). URL http://projecteuclid.org/euclid.aos/
1176325379.

Ho:1996:AEE

[HH96] Hwai-Chung Ho and Tailen Hsing. On the asymptotic ex-
pansion of the empirical process of long-memory moving aver-
ages. Annals of Statistics, 24(3):992–1024, June 1996. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1032526953.

Hardle:1993:OSS

[HHI93] Wolfgang Hardle, Peter Hall, and Hidehiko Ichimura. Opti-
mal smoothing in single-index models. Annals of Statistics, 21
(1):157–178, March 1993. CODEN ASTSC7. ISSN 0090-5364
(print), 2168-8966 (electronic). URL http://projecteuclid.
org/euclid.aos/1176349020.



REFERENCES 117

Hall:1995:IVW

[HHM95] Peter Hall, Tien Chung Hu, and J. S. Marron. Improved vari-
able window kernel estimates of probability densities. Annals
of Statistics, 23(1):1–10, February 1995. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http://
projecteuclid.org/euclid.aos/1176324451.

Hasminskii:1990:DEV

[HI90] Rafael Hasminskii and Ildar Ibragimov. On density estima-
tion in the view of Kolmogorov’s ideas in approximation theory.
Annals of Statistics, 18(3):999–1010, September 1990. CODEN
ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic). URL
http://projecteuclid.org/euclid.aos/1176347736.

Hill:1990:DAP

[Hil90] B. M. Hill. Discussion: An ancillarity paradox which appears in
multiple linear regression. Annals of Statistics, 18(2):513–523,
June 1990. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-
8966 (electronic). URL http://projecteuclid.org/euclid.
aos/1176347609.

Hall:1990:AEN

[HJ90] Peter Hall and M. C. Jones. Adaptive M -estimation in non-
parametric regression. Annals of Statistics, 18(4):1712–1728,
December 1990. CODEN ASTSC7. ISSN 0090-5364 (print),
2168-8966 (electronic). URL http://projecteuclid.org/
euclid.aos/1176347874.

Huskova:1993:CGB

[HJ93] Marie Huskova and Paul Janssen. Consistency of the general-
ized bootstrap for degenerate U -statistics. Annals of Statis-
tics, 21(4):1811–1823, December 1993. CODEN ASTSC7.
ISSN 0090-5364 (print), 2168-8966 (electronic). URL http:
//projecteuclid.org/euclid.aos/1176349399.

Hall:1995:UCB

[HJ95] Peter Hall and Bing-Yi Jing. Uniform coverage bounds for
confidence intervals and Berry–Esseen theorems for Edgeworth
expansion. Annals of Statistics, 23(2):363–375, April 1995. CO-
DEN ASTSC7. ISSN 0090-5364 (print), 2168-8966 (electronic).
URL http://projecteuclid.org/euclid.aos/1176324525.



REFERENCES 118

Hjort:1996:LPN

[HJ96a] N. L. Hjort and M. C. Jones. Locally parametric nonparamet-
ric density estimation. Annals of Statistics, 24(4):1619–1647,
August 1996. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-
8966 (electronic). URL http://projecteuclid.org/euclid.
aos/1032298288.

Holmes:1996:UGT

[HJ96b] R. B. Holmes and L. K. Jones. On uniform generation of two-
way tables with fixed margins and the conditional volume test
of Diaconis and Efron. Annals of Statistics, 24(1):64–68, Febru-
ary 1996. CODEN ASTSC7. ISSN 0090-5364 (print), 2168-8966
(electronic). URL http://projecteuclid.org/euclid.aos/
1033066199.

Hallin:1999:OTA

[HJ99] Marc Hallin and Jana Jurečková. Optimal tests for autore-
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